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statement as of September 30, 2020ofthe. N@SSau Life Insurance Company of Kansas

ASSETS

Current Statement Date 4
1 2 3
Net Admitted December 31
Nonadmitted Assets Prior Year Net
Assets Assets (Cols. 1-2) Admitted Assets
1o BONAS..ceteeei it | eeeneeeieenes 58,754,986 |......cveocrerrrrireriinirirenis | cevieerineiinnns 58,754,986 | ....covevrennc 63,108,178
2. Stocks:
2.1 Preferred SHOCKS. .......cvuureeericcicrieciiiesi it ssss e | eeesesriessieenes 2,360,000 | ..cvorrercrieerierieenieens | e 2,360,000 | ..ovvrercrernenn 2,360,000
2.2 COMMON STOCKS. ....cceuiiriiriireiieiiesie ettt sttt | cebsnsbensbesebsssb bt nntenntes | sebenessnsssnesenesnstnstnsineies | conesssssnnssnsssnessne s 0 [
3. Mortgage loans on real estate:
BT FIESEENS ..ottt | cebeeeb bbbttt | cebenebnee ettt | et 0 [
3.2 Other than firSt IENS.........c.eieuiiiierieieie ettt sesies | cebsssssbsstsss s sssnsbnnies | eebonsssnsinssnssnssnsinsinsins | connsansssnessssssness s 0 [
4. Real estate:
4.1 Properties occupied by the company (less §.......... 0
ENCUMDTANCES). ... veveeureeseeseeseeeseeeeseeseessees e ssess e st st s ss e sseee s e sbes s et e s ees st anssnssns | £retsessessassnessessessantnssnssass | nebsessesssssnssessastasssssnssases | sessessasssssnssnssassssnnssans L0 S
4.2 Properties held for the production of income (less §.......... 0
ENCUMDTANCES). ... e veevreereereeseeeeeeseeseeseesseseeessessssesess st ess e ssee st eseessessessassessessansnssnssns | essessessassnesssssessassnnssessess | nessessessssssssessessansnsssnssanss | soessessesssssnsssssessnsnsssens [0 RO
4.3  Properties held for sale (less §.......... 0 @NCUMDBIANCES).....veocererrereeeereeseeseeeseeseesessseans | reeseesesessessssessesssssssssnssass | sessessssssssssssessasssssessessanes | sressessssssssesssssassssnsssens [0 U
5. Cash ($....2,064,937), cash equivalents ($.....5,365,851)
and short-term investments ($.......... 0) vttt | ereesentesaes e snes TA30,787 | oo | e 7,430,787 | oo 7,495,754
6. Contract loans (including §.......... 0 PrEMIUM NOLES).......vvrerereerrereeeesessnesseseeseseseesessessssssesns | cressessssesssessnsens 137,769 [ oo | v 137,769 | oo 126,573
T DBIIVALIVES. ..ottt bbbt | sesbsesb sttt enienen | nesteni st enienes | ertesient sttt (0 RO
8. OtheriNVESIEA @SSELS.........cvieiciiececiee ettt ssssnes | evsessesssssssesessassanees 1574 | oo | e 1574 | o 1,609
9. RECEIVADIES fOr SECUILIES........cvuieieiveiececicetee ettt ettt ssssnes | sresssessssssssssssssssssssessesins | sveesesssssssssssssessessssassesenses | suessesesisssssessessssessesnsad [0 15,685
10.  Securities lending reinVested COlIALETAl ASSELS...........ovrurrirrirriririirisrissiseissnseessssessssessses | eersssssessessssssssnssessssssnssess | sessessessssssesessesssssssssessanss | oessessesssnssessessensnssnssens 0 [
11, Aggregate Write-ing for INVESIE @SSELS.........crvurerriririrrirririsessessese s sssssssessesessens | srsessssssssssssssssssssssssssesns [0 [0 P (O P 0
12.  Subtotals, cash and invested assets (Lines 1 to 11)
13. Title plants less §.......... 0 charged off (for Title insurers only)
14.  Investment income due and @CCTUEM............ouurveenirrierinririereeereese e
15. Premiums and considerations:
15.1 Uncollected premiums and agents' balances in the course of collection............ccceeeevees | vovvverrereverrernennn. 51,233 | oo | e 51,233 | oo 284,968
15.2 Deferred premiums, agents' balances and installments booked but deferred
and not yet due (including §.......... 0 earned but unbilled premiums)..........cccvevereeves | covvrverererierenenn. 258,391 | .o | e 258,391 | oo 328,776
15.3 Accrued retrospective premiums (§.......... 0) and contracts subject to
redetermination (§.......... 0)-enerteeteer ettt snnsans | saeesieesaessaeesaes s e saesssensaens | seeessessaessaessaes st s ssensaentaens | esteesisestaes s es st s teeniae (0 OO
16. Reinsurance:
16.1  Amounts recoverable frOm FEINSUIETS............c..riuuriiriiriiriieiieiieriesieseesiesieseesisnes | seresisesiesise s sisssisssies | sesesisesisesise s sisesisenines | erssesssesssesssesseesssesseesees 0 [
16.2 Funds held by or deposited with reinSUred COMPANIES..........ccrrurereerrerrireineirrinineinees | ceeeereesesessesesessesessesseeess | eereeseesessnseeesessessssessssessns | seesessessssssssessessssssssenes [0 RO
16.3 Other amounts receivable under reinSUrance CONraCtS.............ceuiveveeieviereiereiseisiees | ceeveirsesessssenens 429,000 |[..ovveerireieiireeeieieeenes | e 429,000 | .ooooevrrereree 523,745
17. Amounts receivable relating to UNINSUIEA PIANS..........cruuriieiiriiineireiseeeesissieeseieseseeests | eeeessessesssssseesssessessssssess | sessesssssssssssssssesssssssssessesss | sressesssssssssessessassssssnssens [0 RO
18.1 Current federal and foreign income tax recoverable and interest thereon..............ccoeeveevecees | covvervivcieirereinen. AATT2 | | e L7 7
18.2 Net deferred taX @SSBL.........coiveiciciiccse et sens | saessssesseseesenaan 2,164,765 | ....ccevvvrrere 1715128 | oo 449,637 | oo 365,119
19.  Guaranty funds receivable or 0N dePOSIt...........c.occvveiiirieieicreie et ssesens | eveeresies s 167,719 | oo | e 167,719 | oo 167,378
20. Electronic data processing €qUIPMENt ANA SOWAIE. .........euurururrirreerrerieiinseseesssesesesssasesees | eessssessesssssssesessessesssssessns | reesssessssssssessessssssesessens | sesesssssessssssssessassssssessn [0 U
21, Furniture and equipment, including health care delivery assets ($.......... ) T OO USROS ESUUOTTTT [0 U
22. Net adjustment in assets and liabilities due to foreign EXChANGE FatES.........c.eirrirriirrirrinines [ crririerireisseiseseissieies | rreesseseseessssessesssssesnssens | seeesssssssssssssessnssssssnssn [0
23. Receivables from parent, subsidiaries and affiliates.............cccceviiieerieiieieeeeeeeeseeeies | e 2,786 | .vveeeieeiieeieieeeniseeens | v T
24. Health care ($..........0) @nd Other aMOUNLS FECEIVADIE..................ovvereeeeeeeeeeseeeeeeeseesseeeseesiens | eoeerseesssesssessssssssssssssssnsnns | eosersssssssssssssssssssssssnsssnsans | onesnsssssssssssssnssssssanees 0
25.  Aggregate write-ins for other than iNVeSted @SSELS...........uwruririnririnineiiesnereecssseieis | rsisrsssessesessssssneaas 4,340 | o 4,340 | oo (O P 0
26. Total assets excluding Separate Accounts, Segregated Accounts and Protected
Cell Accounts (LiNes 12 throUugh 25).........c..eeeerummerereriresineresesnisesseneesssessseessssesssssssens | covmeessssesnnes 72,398,535 | ..ovvovirinnnne 1,719,468 | ..o 70,679,067 | ..ovvvvrerrerne 75,529,231
27. From Separate Accounts, Segregated Accounts and Protected Cell ACCOUNLS..........cuevveueees | ceverreiniieieiieieeeieiesisieis | erseniesesiesssssssesesssssesens | essssessesssssssesssssssessesnes [0 TR
28, Total (LINES 26 @NA 27)......ouumrvirrrierirerisresieseseesiesessesisesssesssessssesssssssessssssssssesssesssnens | oeesssssessessons 72,398,535 | ..ovvvrririnenne 1,719,468 | ..o 70,679,067 | ..ovvvvrvrenne 75,529,231
DETAILS OF WRITE-INS
1100, Rt | Sebiete ettt | seres sttt s | seesiens sttt (O N
1102, ot R Rkt | Sebiete ettt | senis sttt nenes | seebsens sttt (O N
1103, ettt | Sebtees bttt ent e | senes sttt nnene | sessseess ettt (O
1198. Summary of remaining write-ins for Line 11 from overflow Page..........cccvveveiirrieieiieieieiies | cvveeieieesie s 0 | oo (01 TR 0 | oo 0
1199. Totals (Lines 1101 thru 1103 plus 1198) (LINE 11 @DOVE)......cvuevuiuieerieieiiieieisiessisississiesens | cvesiersissssssessssssessessnead 0 | e (01 P (01 P 0
25071, AQENE BAIANCES........c.cvieiecicteieeicte ettt bbbttt snbes | sraesaesssesieseessnsenes 4,340 | oo 4,340 | oo [0 U
2502, oottt | SeneRi sttt | ieee sttt nes | eesi ettt (O
2503, oottt enntn | Seeetiee sttt entn | £reee sttt et enes | eesss ettt O
2598. Summary of remaining write-ins for Line 25 from overflow Page..............cucreeeneneuirenineinees | coveeeernseneissieesssesseeenn [0 N (01 RN 0 | oo 0
2599. Totals (Lines 2501 thru 2503 plus 2598) (LiNE 25 @DOVE)......ccrvererrermusnrssresessrssssesessessessrssness | seseessssasessessssesssens 4,340 | o 4,340 | o (01 P 0




statement as of September 30, 2020ofthe. N@SSau Life Insurance Company of Kansas

LIABILITIES, SURPLUS AND OTHER FUNDS

1 2
Current December 31
Statement Date Prior Year
1. Aggregate reserve for life contracts $.....5,174,518 less §..........0
included in Line 6.3 (including §.......... 0 MOGCO RESEIVE).......cuiiiciiiiieicieieiie sttt bbbttt s s tntens | ebsesssssssessessntensenas 5174518 | oo 5,248,934
2. Aggregate reserve for accident and health contracts (including $....7,289,347 Modco Reserve)... . 46,219,248 ...42,624,062
3. Liability for deposit-type contracts (including §.......... 0 MOACO RESEIVE)......oucveieicviie ettt st nsssaes | sssessesssssstes e s s sesse s sessessesnss | sebistessesassessesssssssasses st sntessesas
4. Contract claims:
B0 LBttt bRt s s | ehbestest sttt 175,445 | oo 269,425
4.2 Accident and REAIN..........c.cooiuriiriici . ..1,470,310 .2,435,586
5. Policyholders' dividends/refunds to members §.......... 0 and coupons §.......... 0 AUE BN UNPAIG.......ererireeieirecece et ssesieeees | freeessessssesesesestess s st essanans | estsesessestessssseesessensessssssentcs
6.  Provision for policyholders' dividends/refunds to members and coupons payable in following calendar year - estimated amounts:
6.1  Policyholder's dividends/refunds to members apportioned for payment (including $.......... 0 Modco)
6.2  Policyholder's dividends/refunds to members not yet apportioned (including $..........0 Modco)......
6.3  Coupons and similar benefits (including §.......... 0 MOACO)...eucerererereieieireeseese e .
7. Amount provisionally held for deferred dividend policies NOt INCIUAEA IN LINE B.........curuuriieierieiiriireeieciseieisets et stsesssessees | cesessessnsesssssssssessssesssesssssssns | steessessessessassssssssssssessssssessesens
8. Premiums and annuity considerations for life and accident and health contracts received in advance
less §......... 0 discount; including $.....145,702 accident and health PreMIUMS............cc.ocvuevereeeeeeeeee e eeeieeseesessessessssssesss s enssenes | cveeeseesssesssessssssnseas 149,962 | ..o 240,211
9. Contract liabilities not included elsewhere:
9.1 Surrender values 0N CANCEIEA CONMTACES...........c.ccviueiciciie ettt sttt bt s s s s ssesans | stssessessstassessesassessesssssnssssesns | sbssessessesstessesssessessesssassesas
9.2 Provision for experience rating refunds, including the liability of §.......... 0 accident and health experience rating
refunds of which §.......... 0 is for medical loss ratio rebate per the Public Health SEIVICE ACE............v s | et eesstesesees | eesnsesesssssesss e ssess s sseesnes
9.3
94
10. Commissions to agents due or accrued - life and annuity contracts $..........
and deposit-type contract funds §.......... (0SS
11.  Commissions and expense allowances payable on reinsurance assumed
12, General EXPENSES AQUE OF ACCTUEBH.........c.uvuuruurereeeeeereesees e eseese et sesesse st ees e ss st ess e as e ss e s ss e s en bR E ek s e en bbb en s nen
13.  Transfers to Separate Accounts due or accrued (net) (including $.
allowances recognized in reserves, net of reiNSUrEd AlIOWANCES)..........cvureirrerrerrirnernrerisersse e eesssese st ss et esssessees
14. Taxes, licenses and fees due or accrued, excluding federal iINCOME tAXES..........ccvevcueieiieiciice et
15.1 Current federal and foreign income taxes, including $.......... 0 on realized capital gains (losses)...
15,2 NEt dEfErred taX lIADIIEY.......rv.everereeireieerirririesissesee et ettt st en
16, UNEAMEM INVESIMENT INCOME........cuieeieciceeieeicte ettt bbb et s ettt a et ss ettt s bbb s s enn
17. Amounts withheld or retained by reporting entity as agent or trustee
18.  Amounts held for agents' account, including $.....269 agents' credit balances
19.  Remittances and iteMS NOt AIIOCALEM...............ccuivevericicieicicte ettt ettt bbb

20. Net adjustment in assets and liabilities due to foreign exchange rates...
21.  Liability for benefits for employees and agents if not included above
22.  Borrowed money $.......... 0 and interest thereon §......... [0SO
23. Dividends to stockholders declared and unpaid
24. Miscellaneous liabilities:

24,01 ASSEE VAIUALION FESEIVE. .....uvveieiriicieiseisieese ettt s et Rt s bbbt
24.02 Reinsurance in unauthorized and certified ($.......... 0) companies...........

24.03 Funds held under reinsurance treaties with unauthorized and certified ($

24,04 Payable to parent, subsidiaries and affillAteS............ccoviverireieiieicee ettt
24,05 Drafts outstanding.........c.ccoevververerrerereinnnnes

24.06 Liability for amounts held under uninsured plans
24,07 Funds held under coinsurance
24.08 Derivatives
24.09 Payable for securities
24.10 Payable for securities lending

2411 Capital notes §.......... 0 and interest thereon $.
25, Aggregate Write-inS fOr [IADIIHES. ............cceiveveiciiicecs ettt ettt st st b b b st en s s s st saenees et
26. Total liabilities excluding Separate Accounts BUSINESS (LINES 110 25)..........cvieiverierireieiereees et ssssssses s sesssssessssssens | sosssssessssssesssseess 57,308,283 | .....cccooverrrerna 57,347,506
27. From Separate Accounts statement. . .
28.  Total liabilities (LINES 26 @NU 27).........c.uciveeeiieiiesiiciieie sttt ssb st s bbbt s bbbt s b ss b s s ntensens | sesssssessssssssesaanes 57,308,283 | ....coovvriirrians 57,347,506
29, COMMON CAPILAI SEOCK. .......cuiviviiecveiictctsicte ettt b st bbb s bbb a bbbt b s b b saebes s ses s naebesansesessnsesasans | ebessssesesssssessnseens 2,502,600 | ...oooovereririrenen 2,502,600

30. Preferred capital stock
31.  Aggregate write-ins for other-than-special surplus funds

32, SUIPIUS NOES......cuiviiecteteiete sttt bttt b bbb s bbbt b s b bt a et bbb b s st s b b s R b b e s b bR b bbb R b ettt b s et et s et b ras
33.  Gross paid in and contributed surplus .
34, Aggregate write-ins for SPECIAl SUMPIUS fUNGS..........ccceiiiieiicreeee ettt ettt sttt b bbb s bbbt ssnanbas | sbsssebessssesessnsebesssesesasanbetans 0 [ e 0
35, UN@SSIGNEA fUNAS (SUMDIUS)........cviveiiicieiiicteiee ettt bbb bbb bbbt a bbbt et a et b s bbb e st bbb s s se s b s st snsesesanantenes | srebesessnsesinansesens (62,567,817) | cecveverererricrnnns (57,756,875)
36. Less treasury stock, at cost:
361 ... 0.000 shares common (value included in Line 29 §.......... 0]ttt bbb bbbt s bt ennas | sbetesstetesst et et st esa et et s etetas | steteieten st et st ettt s st ees
36.2 ... 0.000 shares preferred (value included in Line 30 §.......... 0ttt ettt s et | nebentes e ettt n st entesets | nebetense sttt et
37.  Surplus (Total Lines 31 + 32 + 33 + 34 + 35 - 36) (including $..........0 in Separate Accounts Statement). . .10,868,183 | . ...15,679,125
38, Totals Of LINES 29, 30 @N0 37.......ioiiiieiieiiieeie st | setbees et 13,370,784 | oo, 18,181,725
39. Totals of Lines 28 and 38 (Page 2, LINE 28, COl. 3).........cciiiiiriiriieiciecieise ettt ensenes | seeseesseess s nnsiees 70,679,067 | ....ooovorvrrnnnn. 75,529,231
DETAILS OF WRITE-INS
25071, ADANAONE PrOPEIY......cuvuiisiiiieieisieie ittt ettt s bbbttt s st s st en bbbt s st ensenne | sbsesssensessnsnnsessesnsan 271,844 | oo 243,953
2502. Other Payables.... . .
2503, ottt O e
2598. Summary of remaining write-ins for Line 25 from overflow page....
2599. Totals (Lines 2501 thru 2503 plus 2598) (Line 25 above)........... .. .
3101. coe [
3102. .
3103, bbbt
3198. s for Line 31 from overflow page . 0].
3199. Totals (Lines 3101 thru 3103 plus 3198) (Line 31 above)........... [0 I RRRRORROION | I OO
3401.

3402. .
3403. .
3498. Summary of remaining write-ins for Line 34 from overflow page . 0].
3499. Totals (Lines 3401 thru 3403 plus 3498) (LINE 34 @DOVE).......ciuiiueiiiiieiericiesiesie sttt stsstess s stssssssessess s et snt s et ssbensessessnssnsansessssanses | ssbessesssssssossesssssssessessnsessesas [0 PN 0

Qo3



statement as of September 30, 2020ofthe. N@SSau Life Insurance Company of Kansas

SUMMARY OF OPERATIONS

1
Current
Year to Date

2
Prior
Year to Date

3
Prior Year Ended
December 31

©® NS ORA N =

10.
11.
12.
. Disability benefits and benefits under accident and health contracts..
14,
15.
. GrOUD CONVETSIONS......cocvveiriiieieeisiete et sese e ees
17.
18.
. Increase in aggregate reserves for life and accident and health contracts.
20.
21.
22.
. General insurance expenses and fraternal expenses
24.
25.
. Net transfers to or (from) Separate Accounts net of reinsurance
27.
28.
. Net gain from operations before dividends to policyholders and federal income taxes (Line 9 minus Line 28)..
30.
31.

32.
33.

34,

35.

36.
37.
. Change in net unrealized capital gains (losses) less capital gains tax of $
39.
40.
. Change in nonadmitted assets
42.
43,
. Change in asset valuation reserve .
45, Change iN trBASUIY SEOCK.........cvuiveriieieeietietes ettt sttt b st a ettt et et b s sae s s st ettt s bt nen

46.
. Other changes in surplus in Separate Accounts Statement
48.
49,
50.

51.

52.
53.
54,
55.

Premiums and annuity considerations for life and accident and health Contracts............c.ccevvevreerveivereeeceeeseeeeseeeenas
Considerations for supplementary contracts with life contingencies...
Net investment iNCOME...........cooevvieeiiesce e
Amortization of Interest Maintenance Reserve (IMR)............ccocoovveunrnrnnininninnenns
Separate Accounts net gain from operations excluding unrealized gains or losses...
Commissions and expense allowances on reinsurance ceded...........coccevvvevnnen.
Reserve adjustments on reiNSUrANCE CEABM. ..ot b s bnns
Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract guarantees

from Separate Accounts
8.2 Charges and fees for deposit-type contracts.....
8.3 Aggregate write-ins for miscellaneous income..
Totals (LIneS 110 8.3) ..o
Death DENEILS........ccurveieriiciee et
Matured endowments (excluding guaranteed annual pure endowments)..
ANNUILY DENETIES.......ocvecveeeccese et

Coupons, guaranteed annual pure endowments and similar benefits
Surrender benefits and withdrawals for life contracts...........c...cc.evvee.

Interest and adjustments on contract or deposit-type contract funds..
Payments on supplementary contracts with life contingencies...............

Totals (LINES 1010 19)...uuviieiieiiete ettt sttt bbbttt bbb s s bt
Commissions on premiums, annuity considerations and deposit-type contract funds (direct business only)
Commissions and expense allowances on reiNSUrANCE aSSUMEM.........cuvruieireieiiiieiseieessiesseissssssese s ssssessessssssessesesns

Insurance taxes, licenses and fees, excluding federal INCOME tAXES.........c.ccevicrireiecieiiieee et et
Increase in loading on deferred and uncollected premiums

Aggregate WHte-INS fOr AEAUCHIONS.........c..cuiueieiciie et s bbbttt
TOLAIS (LINES 20 10 27)....vuvvveiiiieieisieie sttt sttt bbb s bbb

Dividends to policyholders and refunds 10 MEMDETS.............coeiiiiieiiicie et s
Net gain from operations after dividends to policyholders, refunds to members and

before federal income taxes (Line 29 MINUS LINE 30)........ccuuiueuiuiiieieiiieieieieissesesssssse s tesses sttt nsenas
Federal and foreign income taxes incurred (excluding tax on capital gains)...........ccceveurieieiisieiee e
Net gain from operations after dividends to policyholders, refunds to members and federal income taxes and

before realized capital gains or (10ss€s) (Line 31 MINUS LINE 32).......c.eiiueiriiiriieiieieieisieesse ettt ssenees
Net realized capital gains (losses) (excluding gains (losses) transferred to the IMR) less capital gains

tax of $.....(33,130) (excluding taxes of $.....33,130 transferred to the IMR).........ccc.coovurvrrrereeeeieseeeeeeeeeeeees s
Net inCome (LINE 33 PIUS LINE 34).......c.iuieeicieieicceesiteie ettt bbbt b n

CAPITAL AND SURPLUS ACCOUNT
Capital and surplus, DECEMDET 31, PHIOT YEAN...........cvevereieieieiese ettt sttt st s e b s senens
NEEINCOME (LINE 35)....eucuiieveeiieeicisie ettt ettt sttt a sttt s bttt e a sttt bt
.(166)...
Change in net unrealized foreign exchange capital gain (I0SS)..........ccvvevrieviieeieiiereeie et sans
Change in Net deferred INCOME tAX..........cvivcueieieiece ettt s ettt ettt s s s s saes

Change in liability for reinsurance in unauthorized and certified COMPANIES............ccevvveeiricriiieeceeee s
Change in reserve on account of change in valuation basis, (increase) or decrease

Surplus (contributed to) withdrawn from Separate Accounts during period

Change in surplus notes
Cumulative effect of changes in accouNting PrINCIPIES.........c.cvviveiieieiriecce et
Capital changes:

B0, PRI MMttt
50.2 Transferred from surplus (Stock Dividend)
50.3 Transferred to surplus
Surplus adjustment:

51.1 Paidin
51.2 Transferred to capital (Stock Dividend).
51.3 Transferred from capital
51.4 Change in surplus as a result of reinsurance
Dividends to stockholders
Aggregate write-ins for gains and losses in surplus
Net change in capital and surplus (Lines 37 through 53)..........cceeiiieieieisie et
Capital and surplus as of statement date (LINES 36 + 54)...........ccvriuiieiiiirieieicesesee et

.350,182

991,938

...3,910,930

................ 11,231,140

4,128,891

.15,386,936

...19,354,780

...8,662,461

..2,618,177

744,060

11,739,597

................ 13,774,305

................ 14,332,691

................ 16,892,641

(4,294.264)] ...

...1,054,245

2,462,139

................. (4,294,264)
..................... 210,768

.................. 1,054,245
..................... 148,398

.................. 2,462,139
..................... 420,304

................. (4,505,032)

.................... (111,870)

.................. 2,041,835

................. (4,616,902)

.................. 1,229,555

(1,088,983) | ...

16,951,505
.................. 2,079,350
191
...................... (30,091)
...(114,537)

................. (4,810,941)

.................. 1,230,220

................ 13,370,784

................ 18,181,725

08.301.
08.302.
08.303.
08.398.
08.399.

MISCEIIANEOUS INCOME........vuiviveiiicieiicte ettt s bbbt s bbbt s s s s se b s s sene
Assets Transferred on ReinSUrance RECAPIUIED..........covuveevevivevieiiereeese sttt s st

Summary of remaining write-ins for Line 8.3 from overflow page.

Totals (Lines 08.301 thru 08.303 plus 08.398) (LiNe 8.3 @0VE).......ovururrrireiiee i sss e snsssssensnes

..................... 220,599
.................. 3,908,292

2701.

2702.
2703.
2798.
2799.

Summary of remaining write-ins for Ling 27 from oVerfloW Page..........covierieereiiereieeieieese e enen
Totals (Lines 2701 thru 2703 plus 2798) (Line 27 above)

5301.

Change in Deferred Ceding AlIOWANCE...........c.ccieiveveirieeieiierese et isss sttt s et es s s sesae st es s ssenen

5302.

5303.
5398.
5399.

Summary of remaining write-ins for Ling 53 from oVerflow Page..........cccevviverievereeieeeeece e
Totals (Lines 5301 thru 5303 plus 5398) (LINE 53 @DOVE)..........covereririrereirisiersisciseeesessessess s sesessessssssssssssssnsessnnas
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statement as of September 30, 2020ofthe. N@SSau Life Insurance Company of Kansas

CASH FLOW

Currer11t Year Prior2 Year Prior Yegr Ended
to Date To Date December 31
CASH FROM OPERATIONS
1. Premiums collected Net Of FEINSUTANCE. ..........c.cvuieeieeierceeeeeeee ettt sae s ssesaesans | oesssssssssnsinens 7,309,632 | .covvereen 7,810,681 | ..o 10,804,082
2. NETINVESIMENT INCOME. ....vurieiececi ettt sttt nnens | ebebsessessnstaen 2,049,481 | oo 2,168,675 | ..coovvrrvrinen 2,680,957
3. Miscellaneous income ..(103,479)] ... ....3,997,963 4471470
4. Total (LINES 1 HIOUGN 3).....ouieeieeiei ettt bbbttt sttt | cbsnebsnessnsinnnes 9,255,634 | ..o 13,977,319 | oo 17,956,509
5. Benefit and 10SS related PAYMENLS...........cocviveiieciiecce ettt s st s e sanasssssanes | stessessesnsinens 7,282,067 | ...ocoocvrnee 8,847,358 | ..coovvvrernnn 11,926,543
6.  Net transfers to Separate Accounts, Segregated Accounts and Protected Cell ACCOUNLS...........c.ruuerecurenienrireirieies [ eereineieesiinsineisiieeineiiens | sereseseesesessnsssssssssssessnnes | sesssssssssssssssssessessessnsssees
7. Commissions, expenses paid and aggregate write-ins for dedUCHIONS.............cc.ccveveicverieieceee e seieeiens | cveeresesnsenees 3,490,064 | ................... 2,779,052 | ..o 4,225,945
8. Dividends paid 0 PONICYNOIAETS.........cuuiuierrireiieireire ittt st ees st s bbbt bs st essenbsnes | sessissssessestastssssestessastnes | sebestsssessessastnssnsssstansnes | sesssssesnsssssssessessessnssnes
9.  Federal and foreign income taxes paid (recovered) net of §.......... 0 tax on capital gains (I0SSES).........ccerrrrererierierins | crvrrsrsrriinisseenans 44847 | oo 334,674 | .o, 334,673
10. Total (Lines 5 through 9) \ ..11,961,083 .16,487,161
11. Net cash from operations (Line 4 MINUS LINE 10)........c.ccvevriurierriieeeieecieees e tetese e seses s sssse s ssse st s sessessssessssessans | sevessesssessenes (1,561,344) | .ocvoevvrrne 2,016,236 | ..ooovreererinnne 1,469,348
CASH FROM INVESTMENTS
12.  Proceeds from investments sold, matured or repaid:
121 BONAS.... ettt SRRttt | seiestnstensenes 5,670,318 | oovveererrenns 4,684,444 | ................... 6,050,821
12,2 SHOCKS...veereceticttee bbbt n i | Hesbtb Rt b et ebes | etbtbe Rttt sttt bes | enbne sttt
12,3 MOTIGAGE I0BNS.......eueeieceeie ettt s st en s tsnes | sestnssessestessansessessantnsnns | essssssssessastantnssestansntnns | estssesessestensanssessensantanenns
12,4 REAIESIALE. ......oueeciee Rttt | enbt bRttt e | etbtb ettt ebes | enbne ettt
12.5  Other iNVESIEA @SSELS..........cvevieeicicteicctee ettt bbb ss s saesansntens | sesessesssssssssasansa 4,387 | oo | e
12.6 Net gains or (losses) on cash, cash equivalents and Short-term INVESIMENLS...........covviiieirieeeeieieis e | resssiesesssese st sessnsns | sessssessessssessessssessessessesns
12.7  MISCEIIANEOUS PrOCEEAS.........couiveivieciieteiieiciie ettt ssa ettt st s st bbb s bsssssessssns | ssssessessssstessnsas 129,214 | oo 184,184 | .o 5,139,230
12.8 Total investment proceeds (LINES 12.110 12.7).....ccveicuiieieicirieieessieie sttt sessesseses | svssessessessssenns 5,803,919 | oo, 4,868,628 | ......cccvuun 11,190,051
13.  Cost of investments acquired (long-term only):
13.1 Bonds.... 11,507,448 8,971,606 .10,015,966
13,2 SHOCKS . vvueriererieise ettt sttt R SRRt st et ntens | Sestntetententen s e ssensentensans | festessnssessantent s ententantans | estnssessestens s est st an st
13.3 MOMGAGE I0BNS.......... vttt ettt bbb a s s et s st en s s bt ssessens | sbsebestessesstessessssensessesns | sessessessesastessesssensessessnses | sebestessessten e s et s s s s tns
1304 REAIESIAE. ... sttt st ts | sesetentes et et et st enrenretne | fretestesetaetet st s tnens | netestessee et es st nenneen
13.5  Oher INVESIEA @SSELS.......ucvuieeieiiiecicie ettt b bbb bbbt enbns | sebsbsnesentenbsnteneend 4,353 | oo | e
13.6  MiSCEIIANEOUS @PPIICATIONS. .......cvveeeriieiieiei ettt esse s s ssesssssnsens | sesssssessssssesssnssssnsensessnns | cossassesessssessensssnsensessnsns | nesossessessssassesssssnsassessnsne
13.7 Total investments acquired (LINES 13.110 13.8)....c..cviueieieiiiieeeseseseiese et ssses e | srstsssesisssssenes 1,511,801 | oo 8,971,606 | ...ccoevnnenee 10,015,966
14.  Netincrease or (decrease) in contract loans and premium notes
15.  Net cash from investments (Line 12.8 minus Lin€ 13.7 @nd LINE 14)........c.ccueiiicirieiieeiceeseese e sniens | cvesiessssssnans 4,280,923 | ....cccvevnee. (4,113,484) | .covvveveee. 1,165,659
CASH FROM FINANCING AND MISCELLANEOUS SOURCES
16.  Cash provided (applied):
16.1 SUPIUS NOES, CAPITAI NOTES.........eereucereireie ettt st s bbb ess e bas | Sesbebsetsestess et ebsessestntsns | esbstsessessastastsessestestantsns | esbsesessestassessessensantaneans
16.2 Capital and paid in SUPIUS, 18SS trEASUNY STOCK.........c.evcveieeierriies ettt es st sssssesesse s sssesssses | sossestesissssessssssesssssesnss | sessessesessssessssssesssssesnsns | eesessessessssessesssesssssesensns
16.3 BOITOWEH FUNAS. ... eececeeeeie ettt bbb bbb en b et e tn | Hesbebseesentee b et ebsessentstans | etbstsessessastastessestansantans | esbasesessestasssessessessantanean
16.4 Net deposits on deposit-type contracts and other iNSUraNCe IADINIEIES.............cocvieviiiriieiesceceeee e | et enieess | evesssissesessse s s sssestesens | evessesesisssesessesessesessnaes
16.5 DIVIAENAS 10 STOCKNOIAETS..........oo ettt s sttt et stenen | sestestsessestessassnssessentnenns | esssssessessastasssnssestassansnns | estsesessestasssssessessansnnenns
16.6 Other cash provided (applied)... (2,784,546) | ... ...(1,924,932) .(798,796)
17.  Net cash from financing and miscellaneous sources (Lines 16.1 through 16.4 minus Line 16.5 plus Line 16.6).......... (2,784,546) (1,924,932)] .... (798,796)
RECONCILIATION OF CASH, CASH EQUIVALENTS AND SHORT-TERM INVESTMENTS
18. Net change in cash, cash equivalents and short-term investments (Line 11 plus Line 15 plus Lin€ 17).......ccccoevvveees | ovvevervieriieennnen (64,967) | ..covvvrerrnnne (4,022,180 | .ocvevrrererrnes 1,836,211
19. Cash, cash equivalents and short-term investments:
191 BEGINNING OF VBN ... ettt bbbttt | sbinebnesnesanees 7495754 | oo 5,659,546 | ....covvrrrcinnes 5,659,543
19.2 End of period (LINE 18 PIUS LINE 19.1).....cuuiuuriieiiierie ettt sttt sssessastessssssessessnnes | sesssssessassnenns 7,430,787 | oo 1,637,366 | ...cooverrennn. 7,495,754

Note: Supplemental disclosures of cash flow information for non-cash transactions:

[ 20.0001

----------------------------------------------------------------------------------------------------------------------------------------------------------------------------------------------------------------- O PO —
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EXHIBIT 1
DIRECT PREMIUMS AND DEPOSIT-TYPE CONTRACTS

Currer11t Year Prior2 Year Prior3 Year
To Date To Date Ended December 31
1o INAUSHIIALTITE. ...t | sebbe bbb bbbt | Sbe bbbttt | fenbie bbb
2. Ordinary life INSUMANCE. ........cvuevereieeieiceeee ettt st stes s sssaesnses | stessesesssssssssssssssssssesnsan 2,586,563 | ....oovvierirerererieis 2,833,602 | ..o 3,637,604
3. Ordinary individual BNNUILIES............c.cvueveeiireiieicicieie et sss st sssnts | oesessessessssessesesssssesse s 45,643 | v B5AT5 | oo 6,900
4. Creditlife (Qroup and INAIVIAUAL). ........ccoveveveireee ettt tes b s esse e | eebessssesssssssesssssssessessssessessssessessntes | sessessssessessesassesestssessssssssssessesssanss | sestessessssasssssesssssssessessstessessssensasenes
B GTOUD lf8 INSUTANCE. ... .o veeerreriaiieiseise ettt sttt st s bbb nts | £eseesesbeesessesbee b e b sessessesbneessestensans | eebietsnesessastaesebseeseebaebseesestenbenbnnss | Shsesseesantessessestens e b e s s es s st s s sents
6. GOUD GNNUILIES........cvevecveciieeieeieiseee ettt b st et s b es s b st sss s s esses e sesansas | aebessessssisssssesssssssesssssstessessstessassnses | essessssessessetansesssensesssssnssssessesssanss | sestessessesosssssesssssssessesassessessssansasenes
T AGH = GrOUD. ottt b s E ekt | £eseeEeeEeE e R R eeE e bR s R R ee b e ket e s R enEentes | eeEetsreseREesE et e R s e s e bt et e s b st et ent | Shseeiees st et et st et es sttt nE s
8. A&H - credit (Group and INAIVIAUAL. ..........ccvicieiiiecee ettt saebens | ebesessesessssssesessesesssssebessesesessssetesss | sbsssssessssesesssssesassesessssssesessssesessnnns | sbesessssesssssesesssssesassetesessesesssantesans
9. ABH = OhBI ..ottt | Sesees ettt 8,311,050 | covvvueereereerreereeennne 9,903,533 | covevoeerreeereeeeienens 13,262,384
10.  Aggregate of all Other iNES Of DUSINESS.........c.cvvcviiiecieiicie e renies | eteresssisesesssesesssesesssebessssaesned 0 | oot 0 | oo 0
11, Subtotal (LiNeS 1 trough 10)...........vuererrrierreerrrireeerreesseeesseesssesssesssssssssssssssssssessssssssnes | sseessssessssssssssssessssnees 10,943,256 | .oooovvereeerrerereenenens 12,742,310 | covooeeeererseeerenens 16,907,389
12.  Fraternal ( Fraternal Benefit SOCIEHES ONIY).......ciuiieieiiiiiiieiisiesessissiesess s sssssiens | ressssessessssessessssessessesssssssesssssssessess | stesisssssessesssssssessesssessesssssssessessssess | ssssssssessessssessessssessessssessessessssssesss
13, Subtotal (LINES 11 thrOUGN 12)......courverrerrrierreereeeseeesseeseeessseesssesssseesseesssesssssssssssssssssnnes | sveessssesssssssssssssesssanees 10,943,256 | .oooovvereerreneeeenens 12,742,310 | covooeeeveeerreeeenens 16,907,389
14, DEPOSIt-YPE COMIACES. .. ...ovrieiiciiiie ittt ettt b e bbb ssesssssntens | £sessstessessstessesssssnsessessnssssessessnsessess | sressmssnsessessnssssessessnsassessnsansessesansass | eesssossessessnsessessnsessessesnsassessnsansassas
15, TOtal (LINES 13 @NG 14).....viorerieieeseieeie ettt ess st snssnsnes | sonssesssssssssessasssssnssanes 10,943,256 | ...ooovvvvreerrieeriinne 12,742,310 | oo 16,907,389
DETAILS OF WRITE-INS
00T, ettt R Rt ens | e e bR R bR | HERE Rttt | bRt
1002, ookt ens | et RS e bRt es | HeRE ettt | st
1003, oottt R Rt ens | e RS R Rt | HeREeeR R Rttt nents | iR
1098. Summary of remaining write-ins for Line 10 from oVerfloW PAGE.........cceviveveireeieiieiiieiiens | coereireieieieesses s 0 | oo [0 U 0
1099. Total (Lines 1001 thru 1003 plus 1098) (LiNE 10 @DOVE).......cuerururererierseerisrssemsersssesssssesnes | omessesssssssssessmsssssssssssssssssssssessenes 0 [ o 0 ] et 0
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Statement as of September 30, 2020ofthe N@SSau Life Insurance Company of Kansas

1. Summary of Significant Accounting Policies

A. Accounting Practices

Nassau Life Insurance Company of Kansas (the “Company”) presents these financial statements on the basis of accounting practices
prescribed or permitted by the Kansas Department of Insurance (the “State”). For the period ended September 30, 2020 and year ended
December 31, 2019, there were no material net income, statutory surplus or risk-based capital differences between the National

Association of Insurance Commissioners Accounting Practices and Procedures Manual (SAP) and the accounting principles prescribed
or permitted by the State.

State of September 30, December 31,
Domicile 2020 2019

NET INCOME

(1) Company state basis (Page 4, Line 35, Columns 1 &2) .. KS $ (4,616,902) $...cceene 2,079,350
(4) NAICSAP (1-2-3=4) KS $ (4,616,902) $........... 2,079,350
SURPLUS

(5) Company state basis (Page 3, Line 38, Columns 1 &2) KS $ 17,409,648 o 18,181,725
(8) NAICSAP (5-6-7=8) KS $ 17,409,648 S 18,181,725
B. No change.

C. 1-5 No change.

6. Loan-backed bonds and structured securities are stated at either amortized cost or the lower of amortized cost or fair value using

the interest method, including anticipated prepayments at the date of purchase. Significant changes in estimated cash flows from the
original purchase assumptions are accounted for using the prospective method.

7-13. No change.
D. There is no substantial doubt about the Company’s ability to continue as a going concern.
2. Accounting Changes and Corrections of Errors
No changes.
3. Business Combinations and Goodwill

Not applicable.

>

Discontinued Operations
Not applicable.

5. Investments

A-C. Not applicable

D.  Loan-Backed Securities

1. Prepayment assumptions for loan-backed securities were obtained from industry pre-payment models or

internal estimates. These assumptions are consistent with current interest rates and the economic
environment.

2. — 3. Not applicable.

4. The Company had no impaired securities for which an other than temporary impairment had not been recognized in earnings
as a realized loss.

a. The aggregate amount of unrealized losses:

1. Lessthan 12 Months $ ....ccccoveveee. (127,444)
2. 12 Monthsor Longer $ ........coueee (1,373,202)
b. The aggregate related fair value of securities with unrealized
losses:
1. Lessthan 12 Months $ 2,158,189

2. 12 Months or Longer $ 4,560,290

5. All loan-backed and structured securities in an unrealized loss position were reviewed to determine whether an

other-than temporary impairment should be recognized. For securities whose present value of cash flows expected

to be collected was less than the amortized cost basis of the security at September 30,2020 an other-than-temporary
impairment was recognized. The Company has evaluated its cash flow requirements and believes that its liquidity

is adequate and it will not be required to sell other securities before recovery of their cost basis. As of September 30, 2020
the Company can assert that it has the intent and believes that it has the ability to hold these securities long

enough to allow the cost basis of these securities to be recovered. The conclusions are supported by a detailed
analysis of the underlying credit and cash flows on each security. It is possible that the Company could recognize
other-than-temporary impairment in the future on some of the securities held at September 30, 2020 if future events,
information and the passage of time cause it to conclude that declines in value are other-than-temporary.

E-G. Notapplicable.
H. No material changes.

I & J. Not applicable.

6. Joint Ventures, Partnerships and Limited Liability Companies
Not applicable.
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7. Investment Income
Not applicable.

8. Derivatives Instruments
Not applicable.

9. Income Taxes

No material changes.
10. Information Concerning Parent, Subsidiaries Affiliates and Other Related Parties

A, B, C. On September 30, 2020 the Company was contributed by its parent, The Nassau Companies, to an affiliate, Nassau Life and Annuity
Company. The capital contribution was made in the form of common stock in affiliate. As a result, the Company is now a wholly
owned subsidiary of Nassau Life and Annuity Company.

D. At September 30, 2020, the Company reported $2,786 receivable from and $221,893 payable to, respectively, its
affiliates. Payment terms require the settlement of these funds within 90 days.

E-J.  No change.
K-L.  Not applicable.

11. Debt
Not applicable.

12. Retirement Plans, Deferred Compensation, Postemployment Benefits and Compensated Absences and Other
Postretirement Benefit Plans

A-F. Not applicable.
G. No change.
H-1. Not applicable.
13. Capital and Surplus, Shareholders’ Dividend Restrictions and Quasi-Reorganizations
Not applicable.
14. Contingencies
No change.
15. Leases
No change.
16. Information about Financial Instruments with Off-Balance Sheet Risk and with Concentrations of Credit Risk
Not applicable.
17. Sale, Transfer and Servicing of Financial Assets and Extinguishments of Liabilities
A. Transfers of Receivables Reported as Sales — Not applicable.
B. Transfer and Servicing of Financial Assets - Not applicable.
C. Wash Sales - Not applicable.
18. Gain or Loss to the Reporting Entity from Uninsured A&H Plans and Uninsured Portion of Partially Insured Plans
No change.
19. Direct Premium Written/Produced by Managing General Agents/Third Party Administrators

No change.

20. Fair Value Measurement

1. None
2. Fair Value Measurements (Level 3) of the Fair Value Hierarchy — Not applicable.
3. No Level 3 transfers TO or FROM has taken place in 2020.

4. Descriptions of valuation techniques and the inputs used in the fair value measurement

a) Level 2 —inputs to the valuation methodology include quoted prices for similar assets and liabilities in active markets, and inputs that
are observable for the asset or liability, either directly or indirectly, for substantially the full term of the financial instrument. Examples
of such instruments include government-backed mortgage products, collateralized mortgages, debt obligations and certain high-yield
debt securities.
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b) Level 3 - inputs to the valuation methodology are unobservable and significant to the fair value measurement. Unobservable inputs

as

reflect management’s best estimate of what hypothetical market participants would use to determine fair value. Examples of valuation

techniques used based on unobservable inputs include, but are not limited to, internal models, direct broker quotes and professional

judgment.

B. Not applicable

C.
Net Not
Asset | Practicable
Type of Financial Aggregate Fair Value | (Carrying
Instrument Value Admitted Assets (Level 1) (Level 2) (Level 3) (NAV) Value)
Bonds $ 73,706,144 $ 58,754,986 $ 53,849,051 | $ 9,857,093
Short term &
Cash Equivalents $ 7,430,787 $ 7,430,787 $ 2,064,937 | $ 5,365,851
Preferred Stock $ 2,466,000 $ 2,360,000 $ 2,466,000
D. Not applicable.
21. Other Items
A-B. Not applicable.
C.  Other Disclosures and Unusual Items
1. The Company elected to use rounding in the reporting of certain amounts in this statement, where noted.
2. The Company is continuously monitoring the market and economic turbulence arising from COVID-19, which was

declared a pandemic in March 2020 by the World Health Organization. The pandemic, along with efforts to slow and manage the
spread of the virus, have resulted in unprecedented impacts on the economy, however, significant monetary support by the
Federal Reserve has softened the impact of COVID on capital markets. The Company has seen COVID-19 impacts on mortality
in its life business as well as the investment portfolio, including lower net investment income and impairment losses on certain
fixed maturity investments and market valuations, which are down year-to-date, despite increases during the 3¢ quarter.
However, it is still too early for the Company to fuIIy assess the impact of the pandemlc on policyholder behavior and
underwriting risks and the mid-to-long-term impact on the Company’s investments. While capital markets have improved, the
fundamental impacts of COVID persist and will continue to do so until we have a viable treatment. In light of the uncertainty as
to the length or severity of this pandemic, the Company cannot reasonably estimate the full impact of the pandemic on its
operations and financial statements at this time, although it could be material.

D-J. Not applicable

22. Events Subsequent

In connection with the preparation of the financial statements, the Company considered for disclosure events that occurred subsequent to

September 30, 2020 through November 13, 2020 for the statements issued on November 13, 2020.

23. Reinsurance

No changes.

24. Retrospectively Rated Contracts & Contracts Subject to Redetermination

Not applicable.

25. Change in Incurred Losses and Loss Adjustment Expenses

The following table provides a reconciliation of the beginning and ending balances of unpaid accident and health claim liabilities, net

of reinsurance recoverables as follows:

Year to date ending September

2020 2019
(In Thousands)

Unpaid claims liabilities, at beginning of year $ 12,450 $ 13,923
Add provision for claims, net of reinsurance, occurring in:

Current year 5,981 10,525

Prior years (799) (902)
Net incurred losses during the current year 5,182 9,623
Deduct payments for claims, net of reinsurance, occurring in:

Current year 2,700 5,136

Prior years 4,419 5,960
Net claim payments during the current year 7,118 11,096
Unpaid claim liabilities, at end of year $ 10,514 $ 12,450
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The foregoing reconciliation reflects a redundancy in the December 31, 2018 net reserves of $902,000 in 2019 and a redundancy in the December
2019 net reserves of $799,000 in 2020. A ceded modified coinsurance treaty was entered into during 2016, which impacts paid claims. The
difference in reserve adequacy is primarily due to the ceded modified coinsurance treaty, as well as interest accrued on certain long duration
reserves, as noted below. During 2018 and 2019, the claims termination experience for long-term care contracts was studied and appropriate
adjustments were made to the valuation morbidity assumptions consistent with the findings of the study.

26. Intercompany Pooling Arrangements- Not applicable.
27. Structured Settlements — Not applicable
28. Health Care Receivables
No change.
29. Participating Policies
No significant change.

30. Premium Deficiency Reserves

1.  Liability carried for premium deficiency reserves $ i 5,200,000
2. Date of the most recent evaluation of this liability ... 9/30/2020
3. Was anticipated investment income utilized in the calculation? Yes [X] No[ ]

31. Reserves for Life and Annuity Contracts
No change.

32. Analysis of Annuity Actuarial Reserves and Deposit Liabilities by Withdrawal Characteristics
No significant change.

33. Analysis of Life Actuarial Reserves by Withdrawal Characteristics
No significant change.

34. Premium and Annuity Considerations Deferred and Uncollected

A. Deferred and uncollected life insurance premiums and annuity considerations as of September 30, 2020
were as follows:

Type Gross Net of Loading
(1)  Industrial R S B
(2)  Ordinary new business R S B
(3) Ordinary renewal S 289,372 LT 262,731
(4)  Credit Life R S B
(5) Group Life R S B
(6)  Group Annuity B B
(7) Totals B 289,372 B 262,731

35. Separate Accounts
The Company has no Separate Accounts.

36. Loss/Claim Adjustment Expenses

No change.
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1.2
2.1

22
3.1

32
33

34
35
41

4.2

6.1
6.2

6.3

6.4

6.5

6.6
741

7.2

8.1
8.2

8.3
8.4

9.1

GENERAL INTERROGATORIES
PART 1 - COMMON INTERROGATORIES

GENERAL

Did the reporting entity experience any material transactions requiring the filing of Disclosure of Material Transactions with the State of Domicile,

as required by the Model Act? Yes[ ] No[X]
If yes, has the report been filed with the domiciliary state? Yes[ ] No[ ]
Has any change been made during the year of this statement in the charter, by-laws, articles of incorporation, or deed of settiement of the
reporting entity? Yes[ ] No[X]
If yes, date of change:
Is the reporting entity a member of an Insurance Holding Company System consisting of two or more affiliated persons, one or more of which is an insurer? Yes[X] NoJ ]
If yes, complete Schedule Y, Parts 1 and 1A.
Have there been any substantial changes in the organizational chart since the prior quarter end? Yes[ ] No[X]
If the response to 3.2 is yes, provide a brief description of those changes.
Is the reporting entity publicly traded or a member of a publicly traded group? Yes[ ] No[X]
If the response to 3.4 is yes, provide the CIK (Central Index Key) code issued by the SEC for the entity/group.
Has the reporting entity been a party to a merger or consolidation during the period covered by this statement? Yes[ ] No[X]
If yes, complete and file the merger history data file with the NAIC for the annual filing corresponding to this period.
If yes, provide name of entity, NAIC Company Code, and state of domicile (use two letter state abbreviation) for any entity that has ceased to exist as a
result of the merger or consolidation.
1 2 3
NAIC
Company | State of
Name of Entity Code Domicile
If the reporting entity is subject to a management agreement, including third-party administrator(s), managing general agent(s), attorney-in-fact, or
similar agreement, have there been any significant changes regarding the terms of the agreement or principals involved?
If yes, attach an explanation. Yes[ ] No[X] NAT]
State as of what date the latest financial examination of the reporting entity was made or is being made. 12/31/12019
State the as of date that the latest financial examination report became available from either the state of domicile or the reporting entity. This date
should be the date of the examined balance sheet and not the date the report was completed or released. 12/31/2014
State as of what date the latest financial examination report became available to other states or the public from either the state of domicile or the
reporting entity. This is the release date or completion date of the examination report and not the date of the examination (balance sheet date). 06/14/2016
By what department or departments?
Kansas Department of Insurance in conjunction with Texas Department of Insurance as the lead state in a group exam
Have all financial statement adjustments within the latest financial examination report been accounted for in a subsequent financial statement filed
with Departments? Yes[ ] No[ ] NA[X]
Have all of the recommendations within the latest financial examination report been complied with? Yes[X] No[ ] NA[]
Has this reporting entity had any Certificates of Authority, licenses or registrations (including corporate registration, if applicable) suspended or revoked
by any governmental entity during the reporting period? Yes[ ] No[X]
If yes, give full information:
Is the company a subsidiary of a bank holding company regulated with the Federal Reserve Board? Yes[ ] No[X]
If response to 8.1 is yes, please identify the name of the bank holding company.
Is the company affiliated with one or more banks, thrifts or securities firms? Yes[X] Nof ]
If the response to 8.3 is yes, please provide below the names and location (city and state of the main office) of any affiliates regulated by a federal
regulatory services agency [i.e. the Federal Reserve Board (FRB), the Office of the Comptroller of the Currency (OCC), the Federal Deposit Insurance
Corporation (FDIC) and the Securities Exchange Commission (SEC)] and identify the affiliate’s primary federal regulator].
1 2 3 4 5 6
Affiliate Name Location (City, State) FRB OCC | FDIC | SEC
1851 Securities, Inc. Hartford, CT NO NO NO YES
Angel Island Capital Management, LLC San Francisco, CA NO NO NO YES
Angel Island Capital Services, LLC San Francisco, CA NO NO NO YES
Aperio Group, LLC Sausalito, CA NO NO NO YES
Coramerica Capital, LLC El Segundo, CA NO NO NO YES
Golden Gate Private Equity, Inc. San Francisco, CA NO NO NO YES
Green Street Advisors, UK, Limited London, UK NO NO NO YES
Green Street Investors, LLC Newport Beach, CA NO NO NO YES
Green Street Trading, LLC Newport Beach, CA NO NO NO YES
Nassau CorAmerica, LLC El Segundo, CA NO NO NO YES
Nassau Corporate Credit LLC Darien, CT NO NO NO YES
NCC CLO Manager LLC Darien, CT NO NO NO YES
Saybrus Equity Services, LLC Hartford, CT NO NO NO YES
Are the senior officers (principal executive officer, principal financial officer, principal accounting officer or controller, or persons performing similar
functions) of the reporting entity subject to a code of ethics, which includes the following standards? Yes[X] Nol ]

(@)  Honest and ethical conduct, including the ethical handling of actual or apparent conflicts of interest between personal and professional relationships;

(b)  Full, fair, accurate, timely and understandable disclosure in the periodic reports required to be filed by the reporting entity;
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GENERAL INTERROGATORIES
PART 1 - COMMON INTERROGATORIES

9.11

9.2
9.21

9.3
9.31

10.1
10.2

1.1

11.2

12.
13.
14.1

15.1

15.2

16.
16.1
16.2
16.3
17.

()
(d
(e)

Compliance with applicable governmental laws, rules and regulations;

The prompt internal reporting of violations to an appropriate person or persons identified in the code; and

Accountability for adherence to the code.

If the response to 9.1 is No, please explain:

Has the code of ethics for senior managers been amended? Yes[ ] No[X]
If the response to 9.2 is Yes, provide information related to amendment(s).
Have any provisions of the code of ethics been waived for any of the specified officers? Yes[ ] No[X]
If the response to 9.3 is Yes, provide the nature of any waiver(s).
FINANCIAL
Does the reporting entity report any amounts due from parent, subsidiaries or affiliates on Page 2 of this statement? Yes[X] Nol[ ]
If yes, indicate any amounts receivable from parent included in the Page 2 amount: $ 0
INVESTMENT
Were any of the stocks, bonds, or other assets of the reporting entity loaned, placed under option agreement, or otherwise made available for
use by another person? (Exclude securities under securities lending agreements.) Yes[ ] No[X]
If yes, give full and complete information relating thereto:
Amount of real estate and mortgages held in other invested assets in Schedule BA: $ 0
Amount of real estate and mortgages held in short-term investments: $ 0
Does the reporting entity have any investments in parent, subsidiaries and affiliates? Yes[X] NoJ ]
14.2 If yes, please complete the following:
1 2
Prior Year End Book/Adjusted Current Quarter Book/Adjusted
Carrying Value Carrying Value
14.21 Bonds $ 2,154,635 $ 2,133,383
14.22 Preferred Stock 0 0
14.23 Common Stock 0 0
14.24 Short-Term Investments 0 0
14.25 Mortgage Loans on Real Estate 0 0
14.26 All Other 0 0
14.27 Total Investment in Parent, Subsidiaries and Affiliates (Subtotal Lines 14.21 to 14.26) $ 2,154,635 $ 2,133,383
14.28 Total Investment in Parent included in Lines 14.21 to 14.26 above $ 2,154,635 $ 2,133,383
Has the reporting entity entered into any hedging transactions reported on Schedule DB? Yes[ ] No[X]
If yes, has a comprehensive description of the hedging program been made available to the domiciliary state? Yes[ ] No[ ] NAI[X]
If no, attach a description with this statement.
For the reporting entity's security lending program, state the amount of the following as of current statement date:
Total fair value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2: $ 0
Total book adjusted/carrying value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2: $ 0
Total payable for securities lending reported on the liability page: $ 0
Excluding items in Schedule E-Part 3-Special Deposits, real estate, mortgage loans and investments held physically in the reporting entity's
offices, vaults or safety deposit boxes, were all stocks, bonds and other securities, owned throughout the current year held pursuant to a
custodial agreement with a qualified bank or trust company in accordance with Section 1, Il - General Examination Considerations, F. Outsourcing
of Critical Functions, Custodial or Safekeeping Agreements of the NAIC Financial Condition Examiners Handbook? Yes[X] Nol[ ]
17.1 For all agreements that comply with the requirements of the NAIC Financial Condition Examiners Handbook, complete the following:
1 2
Name of Custodian(s) Custodian Address

JP Morgan Chase 4 New York Plaza, 12th Floor, New York, NY 10004-2413

US Bank Institutional Trust & Custody 50 S 16th St., Suite 2500 Philadelphia, PA 19102
17.2 For all agreements that do not comply with the requirements of the NAIC Financial Condition Examiners Handbook, provide the name,

location and a complete explanation:
1 2 3
Name(s) Location(s) Complete Explanation(s)

N/A N/A N/A
17.3 Have there been any changes, including name changes, in the custodian(s) identified in 17.1 during the current quarter? Yes[ ] No[X]
17.4 Ifyes, give full and complete information relating thereto:

1 2 3 4
Date of
Old Custodian New Custodian Change Reason

N/A N/A N/A

17.5 Investment management - Identify all investment advisors, investment managers, broker/dealers, including individuals that have the authority to make investment decisions on behalf

of the reporting entity. For assets that are managed internally by employees of the reporting entity, note as such ["...that have access to the investment accounts”, "handle

securities"].

1
Name of Firm or Individual

2
Affiliation
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17.6

18.1
18.2

20.

21.

GENERAL INTERROGATORIES
PART 1 - COMMON INTERROGATORIES

Goldman Sachs Asset Management U
Nassau Asset Management Co. A
Shott Capital Management U

17.5097  For those firms/individuals listed in the table for Question 17.5, do any firms/individuals unaffiliated with the reporting entity (i.e., designated with a "U")

manage more than 10% of the reporting entity's invested assets?

Yes[X] NoJ ]

17.5098  For firms/individuals unaffiliated with the reporting entity (i.e., designated with a "U") listed in the table for Question 17.5, does the total assets under

management aggregate to more than 50% of the reporting entity's invested assets?

For those firms or individuals listed in the table for 17.5 with an affiliation code of "A" (affiliated) or "U" (unaffiliated), provide the information for the table below.

Yes[X] NoJ ]

1 2 3 4 5
Investment
Central Registration Depository Management
Number Name of Firm or Individual Legal Entity Identifier (LEI) Registered With Agreement (IMA) Filed
107738 Goldman Sachs Asset Management CF5M58QA35CFPUX70H17 SEC / Oct-1990 / 801-37591 NO
Nassau Asset Management Co. DS
CRD# 10084 Shott Capital Management SEC NO

Have all the filing requirements of the Purposes and Procedures Manual of the NAIC Investment Analysis Office been followed?

If no, list exceptions:

By self-designating 5G| securities, the reporting entity is certifying the following elements for each self-designated 5GI security:

a.  Documentation necessary to permit a full credit analysis of the security does not exist or an NAIC CRP credit rating for an
FE or PL security is not available.

b.  Issuer orobligor is current on all contracted interest and principal payments.

c.  Theinsurer has an actual expectation of ultimate payment of all contracted interest and principal.

Has the reporting entity self-designated 5GI securities?

By self-designating PLGI securities, the reporting entity is certifying the following elements for each self-designated PLGI security:

a.  The security was purchased prior to January 1, 2018.

b.  The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.

c.  The NAIC Designation was derived from the credit rating assigned by an NAIC CRP in its legal capacity as a NRSRO which is
shown on a current private letter rating held by the insurer and available for examination by state insurance regulators.

d.  The reporting entity is not permitted to share this credit rating of the PL security with the SVO.

Has the reporting entity self-designated PLGI securities?

By assigning FE to a Schedule BA non-registered private fund, the reporting entity is certifying the following elements of each

self-designated FE fund:

a.  The security was purchased prior to January 1, 2019.

b.  The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.

c.  The security had a public credit rating(s) with annual surveillance assigned by an NAIC CRP in its legal capacity as an
NRSRO prior to January 1, 2019.

d.  The fund only or predominantly holds bonds in its portfolio.

e.  The current reporting NAIC designation was derived from the public credit rating(s) with annual surveillance assigned
by an NAIC CRP in its legal capacity as an NRSRO.

f. The public credit rating(s) with annual surveillance assigned by an NAIC CRP has not lapsed.

Has the reporting entity assigned FE to Schedule BA non-registered private funds that complied with the above criteria?
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GENERAL INTERROGATORIES (continued)
PART 2 - LIFE AND ACCIDENT AND HEALTH COMPANIES/FRATERNAL BENEFIT SOCIETIES

Life and Accident and Health Companies/Fraternal Benefit Societies

1.
1.1

1.5
1.6

3.1
3.2
33
34

41

Report the statement value of mortgage loans at the end of this reporting period for the following categories:

Long-term mortgages in good standing Amount
1.11  Farm mortgages
1.12  Residential mortgages

113 COMMEICIAI MOMGAGES. ...cvuivevviectiiiteteiit ettt ettt bt s bbbt s s b2 s s s b1 bbb bbb s bbb s bbb st bbb bbb s s s bbb bbbt B
1.14  Total mortgages in GOOA SANGING..........ccceiieirieic ettt bbb b st a s bbbt s s s s s bbb b s s s b se bbb bbbt b bbb bbb es e s s st nsntenas G e 0
Long-term mortgages in good standing with restructured terms

1.21  Total mortgages in good standing With reStTUCIUIEA tBIMS.........c.cviuiiiicecce ettt bbb bbb bbb a e G
Long-term mortgage loans upon which interest is overdue more than three months

1,31 FAIM MOMGAIES. ... vttt ettt bbb s st bt b s a4 b s 4 b s e bR b s s A s s b b s s s e bbb AR s s e A bR A s bbb A b b sttt et s ettt

1.32  Residential mortgages
1.33  Commercial mortgages......

1.34  Total mortgages with interest overdue more than three months...
Long-term mortgage loans in process of foreclosure

1.41  Farm mortgages....
1.42 Residential mortgages

1.43  Commercial mortgages

1.44  Total mortgages in process of foreclosure.
Total mortgage loans (Lines 1.14 + 1.21 + 1.34 + 1.44) (Page 2, Column 3, Lines 3.1 + 3.2)
Long-term mortgages foreclosed, properties transferred to real estate in current quarter

1.1 FaIM MOMGAGES. ....vvovveiieiseiiee ittt sttt 8 8888188818818 1818804188888 888 bbbttt $
1,62 RESIABNAI MOMGAQES.......cvvecveecieeciecitc ittt s sttt e $
1.63  Commercial mortgages

1.64  Total mortgages foreclosed and transferred to real estate
Operating Percentages:
2.0 AGH 0SS PEICENL......cvuiviieisciette ettt sttt ettt b st s b s s b st et e s b ee s b8 b s a8 e s a4 e s b a8 bR s AR R AR R RS E e £ s AR s R R e AR R e R st eE e s sens eketiesietnsessesieeent ettt st en st enten e

2.2 A&H cost containment percent

2.3 A&H expense percent excluding cost containment expenses

Do you act as a custodian for health savings accounts?.............c.oceuerveeunirnirncrinenen. Yes[ ] No [X]
If yes, please provide the amount of custodial funds held as of the reporting date G
Do you act as an administrator for Nealth SAVINGS GCCOUNTS?..........c.vuiuririerririeiess sttt s st s st es st bre s Yes[ | No[X]

If no, does the reporting entity assume reinsurance business that covers risks residing in at least one state other than the state of domicile
of the reporting entity?......

Fraternal Benefit Societies Only:

5.1

5.2

6.1
6.2

In all cases where the reporting entity has assumed accident and health risks from another company, provisions should be made in this statement

on account of such reinsurance for reserve equal to that which the original company would have been required to establish had it retained the

risks. Has this been done? Yes[ ] No[ ] NAI[X]
If no, explain:

Does the reporting entity have outstanding assessments in the form of liens against policy benefits that have increased surplus? Yes[ 1] No[X]
If yes, what is the date(s) of the original lien and the total outstanding balance of liens that remain in surplus?
Date Qutstanding Lien Amount
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SCHEDULE S - CEDED REINSURANCE

Showing All New Reinsurance Treaties - Current Year to Date

1 2 3 4 5 6 7 8 9 10
NAIC Effective Date of
Company Domiciliary Type of Reinsurance Certified Reinsurer Certified Reinsurer
Code ID Number Effective Date Name of Reinsurer Jurisdiction Ceded Type of Business Ceded|  Type of Reinsurer Rating (1 through 6) Rating

NONE
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SCHEDULE T - PREMIUMS AND ANNUITY CONSIDERATIONS

Current Year to Date - Allocated by States and Territories

1 Direct Business Only
Life Contracts 4 5 6 7
2 3
A&H Insurance
Premiums,
Active Including Policy
Status | Life Insurance Annuity Membership and Other Total Columns 2 | Deposit-Type
States, Etc. (a) Premiums Considerations Other Fees Considerations through 5 Contracts
1. AIADAMA.......coceice et AL{...... L.
2. ALASKA......c AK|...... N...
3. ANZONA..iceecs e AZ|...... L.
4. Arkansas. AR L.
5. California LCA[...... L.
6. Colorado..... .COJ...... L.
7. Connecticut..... .CT|...... N...
8. Delaware............. .DE[...... L.
9.  District of Columbia. .DCJ...... N...
10.  Florida................. LFL L.
11.  Georgia... GA].... L..].
12.  Hawaii. WHE N...
13.  lIdaho... ..IDf..... L..|[.
14.  lllincis.. OO | Y L.
15.  Indiana INT L..|.
16, JOWAL..oeeceeeeeecctce ettt A]...... L.
17, KANSAS. ...ttt saen KS|...... L.
18.  Kentucky. LKY]...... L.
19.  Louisiana. LA L..|.
20. Maine...... ME]...... N...
21, MAYIANG......coceeccee e e MD[...... L....
22, MasSSAChUSES.........cccuevcreeie e MA[...... L.
23.  Michigan...... WMI L..].
24.  Minnesota... MN{...... L.
25.  Mississippi... MS...... L.[.
26, MISSOU....eueeeeerereereerecereeees ettt ssssenas MO]...... L.
27, MONEANA.......cvieiirrieiieee s MT|...... L..].
28, NEDrasKa........coorrurreririreireireese sttt NE[...... L...
29. Nevada........
30. New Hampshire..
31.  New Jersey.....
32.  New Mexico
33.  New York....
34.  North Carolina.
35.
36.
37.
38.
39.
40.
41.
42.
43.
44,
45,
46.
47.
48.  Washington.
49.  West Virginia...
50.  Wisconsin....
51.  Wyoming.........
52.  American Samoa
53. Guam..............
54, PUEHO RICO.....ceiierieieieississ ettt eees
55, US Virgin ISIands..........ccoeueeuneunrinerneineineeeineiseiseeeessseseese e
56.  Northern Mariana Islands
57. Canada.......ccccccoemrernnee.
58.  Aggregate Other Alien
59.  Subtotal
90. Reporting entity contributions for employee benefit plans.............. .
91. Dividends or refunds applied to purchase paid-up
additions and @NNUILIES..........cvreererririee s XXX
92. Dividends or refunds applied to shorten endowment or
premium paying period XXX,
93.  Premium or annuity conside
or other CoNtract ProViSIONS...........cceuuereieirenieiesseeesesseeseeens XXX..
94.  Aggregate other amounts not allocable by State XXX..
95.  Totals (Direct BUSINESS)......c.cocvververrerrcrrerinnnes XXX..
96. Plus Reinsurance Assumed.... XXX
97. Totals (All Business)............ XXX..
98. Less Reinsurance Ceded.......cccccoovvrrererrnrennn. XXX
99. Totals (All Business) less Reinsurance Ceded............cccvevnrunnne. XXX..
BB00T. oottt ettt ettt sa st s st en s teeen XXX..
58002. ...
58003. XXX..
58998. Summary of remaining write-ins for line 58 from overflow page..... [ .XXX..
58999. Total (Lines 58001 thru 58003 plus 58998) (Line 58 above).......... XXX
9401.
9402. ...
9403. XXX..
9498. Summary of remaining write-ins for line 94 from overflow page.....|..XXX..
9499. Total (Lines 9401 thru 9403 plus 9498) (Line 94 above,)................ XXX..
(@)  Active Status Count

L - Licensed or Chartered - Licensed insurance carrier or domiciled RRG
E - Eligible - Reporting entities eligible or approved to write surplus lines in the state

Q11

R - Registered - Non-domiciled RRGs
Q - Qualified - Qualified or accredited reinSUrer..............ccouveeveonnee.
N - None of the above - Not allowed to write business in the state
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Schedule Y — Information Concerning Activities of Insurer
Members of a Holding Company Group

Part 1 Organizational Chart

Names of Parent, Subsidiaries or Affiliates Domiciliary | NAIC Company ID Number Directly Controlled By Ownership
Location Code Percentage
David Dominik (sole member of GGCOF Management, LLC)
GGCOF Management, LLC DE 46-4477754 David Dominik 100
Golden Gate Private Equity, Inc. DE 94-3361271 GGCOF Management, LLC 100
GGC Fund IlI* CYM 1002
Nassau NAMCO Blocker LLC CYM Golden Gate Capital Opportunity Fund-A, L.P Contract
Nassau NAMCO Splitter, L.P. CYM GGC Opportunity Fund Management, L.P. Contract
Nassau Saybrus Blocker LLC CYM Golden Gate Capital Opportunity Fund-A, L.P Contract
Nassau Saybrus Splitter, L.P. CYM GGC Opportunity Fund Management, L.P. Contract
GGCOF Nassau Investments, L.P. CYM 98-1472055 Golden Gate Capital Opportunity Fund, L.P. Contract
GGCOF Executive Co-Invest, L.P. CYM Individuals Contract
GGCOF Executive Co-Invest Holdings, Ltd. CYM Individuals Contract
NRH, L.P. CYM 98-1250709 GGCOF Executive Co-Invest Holdings, Ltd. Contract

Nassau UK Ltd. GBR 98-1269725 NRH, L.P. 100

Nassau Cayman Ltd. CYM N/A Nassau UK Ltd. 100

Nassau Re (Cayman) Ltd. CYM N/A NRH, L.P.3 100

Nassau TRF SPV Ltd. CYM N/A Nassau Re (Cayman) Ltd. 100
Nassau Financial Group GP Ltd. CYM 98-1421610 Individuals Contract
Nassau Financial Group, L.P. CYM 98-1421752 Nassau Financial Group GP Ltd. Contract

Nassau Asset Management LLC DE 81-0773412 Nassau Financial Group, L.P. 100

Nassau CorAmerica LLC DE 26-4145792 Nassau Asset Management LLC 100

Nassau CorAmerica Loan Company LLC DE 26-4145792 Nassau CorAmerica LLC 100

Nassau CorAmerica Advisors LLC DE 46-3781541 Nassau CorAmerica LLC 100

Nassau CorAmerica FL1 GP LLC DE N/A Nassau CorAmerica LLC 100
Nassau CorAmerica 2019-FL1 LLC DE 84-3007139 Nassau CorAmerica FL1 GP LLC Contract
Nassau CorAmerica 2019-FL1 (Cayman) LP CYM 84-2246947 Nassau CorAmerica FL1 GP LLC Contract

Nassau Corporate Credit LLC DE 35-2586068 Nassau Asset Management LLC 100

NCC CLO Manager LLC DE N/A Nassau Corporate Credit LLC 100

1“GGC Fund IlI" represents Golden Gate Capital Opportunity Fund, L.P.; Golden Gate Capital Opportunity Fund-A, L.P. and GGCOF IRA Co-Invest L.P.

2 Percentage represents the aggregate ownership among the GGC Fund Il entities.
3 Non-voting shares of Nassau Re (Cayman) Ltd. are held by Nassau Cayman Ltd.
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Names of Parent, Subsidiaries or Affiliates Domiciliary | NAIC Company ID Number Directly Controlled By Ownership
Location Code Percentage
NCC Management LLC DE 82-4813430 Nassau Corporate Credit LLC 100
Nassau Private Credit LLC DE 83-2636471 Nassau Corporate Credit LLC 100
Nassau Private Credit GP LLC DE 83-2654128 Nassau Corporate Credit LLC 100
Nassau Private Credit Onshore Fund LP DE 83-2670988 Nassau Private Credit GP LLC Contract
Nassau Private Credit Master Fund LP CYM N/A Nassau Private Credit GP LLC Contract
Nassau Private Credit Offshore Fund LP CYM 98-1476251 Nassau Private Credit GP LLC Contract
NPC SGP LLC DE 84-2253380 Nassau Corporate Credit LLC 100
Nassau NCC Blocker (UK) Ltd. CYM Nassau Corporate Credit LLC 100
NCC Management (UK) Ltd. UK Nassau Corporate Credit LLC 100
Nassau Corporate Credit (UK) LLP UK Nassau NCC Blocker (UK) Ltd. 994
Nassau Alternative Investments LLC DE 83-2559102 Nassau Asset Management LLC 100
NAMCO Services LLC DE 84-3366256 Nassau Asset Management LLC 100
NSRE Saybrus Holdings, LLC DE 81-3180396 Nassau Financial Group, L.P. 100
Saybrus Partners, LLC DE 27-0671327 NSRE Saybrus Holdings, LLC 86.2
Dedicated Distribution Partners, LLC DE 83-3163443 Saybrus Partners, LLC 100
Saybrus Management Holding Company Inc. DE 37-1872368 Management; NSRE Saybrus Holdings, LLC Contract
Saybrus Holdings, LLC DE 27-1629423 Sayhbrus Partners, LLC 100
’9 Saybrus Equity Services, LLC DE 27-1869321 Saybrus Holdings, LLC 100
N Nassau Insurance Group Holdings GP, LLC DE 47-5299012 Nassau Financial Group GP Ltd. Contract
= Nassau Insurance Group Holdings, L.P. DE 38-3981572 Nassau Insurance Group Holdings GP, LLC Contract
The Nassau Companies DE 47-5128985 Nassau Insurance Group Holdings, L.P. 100
Nassau Life and Annuity Company CT 93734 43-1240953 The Nassau Companies 100
Lynbrook Re, Inc. VT 16585 83-4356685 Nassau Life and Annuity Company 100
Nassau Life Insurance Company of Texas X 62359 36-1824600 Nassau Life and Annuity Company 100
Nassau Life Insurance Company of Kansas KS 68284 48-0557726 Nassau Life and Annuity Company 100
Nassau Co-Invest Fund LLC DE The Nassau Companies 100
Sunrise Re, Inc. VT 84-3945103 The Nassau Companies 100
Nassau Re/lmagine LLC DE Nassau Insurance Group Holdings, L.P. 100
The Nassau Companies of New York DE 06-1599088 The Nassau Companies 100
Nassau CLO SPV-ILLC DE 82-3502154 The Nassau Companies of New York 56°
Nassau CLO SPV-II LLC DE 83-1785900 The Nassau Companies of New York 54.346

4 NCC Management (UK) Ltd. owns 1%
5 Employees of The Nassau Companies of New York and its affiliates own 40.25%.
6 Employees of The Nassau Companies of New York and its affiliates own 42.88%.
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Names of Parent, Subsidiaries or Affiliates Domiciliary | NAIC Company ID Number Directly Controlled By Ownership
Location Code Percentage
Nassau Employee Co-Invest Fund | LLC DE 84-3684885 The Nassau Companies of New York 51.267
Nassau Life Insurance Company NY 67814 06-0493340 The Nassau Companies of New York 100
PM Holdings, Inc. CT 06-1065485 Nassau Life Insurance Company 100
Phoenix Founders, Inc. CT 06-0860167 PM Holdings, Inc. 100
Nassau 2019 CFO LLC DE 84-2346847 Nassau Life Insurance Company 76.738
Nassau 2019 CFO Fund LLC DE 83-2511417 Nassau 2019 CFO LLC 100
Foresters Financial Holding Company DE 13-2608329 Nassau Life Insurance Company 100
PHL Delaware LLC DE Nassau Insurance Group Holdings, L.P. 100
DSM Sands LLC DE N/A PHL Delaware LLC 100
PHL Variable Insurance Company CT 93548 06-1045829 PHL Delaware LLC 100
Concord Re, Inc CT 84-3620646 PHL Variable Insurance Company 100
Westgate Delaware LLC. DE PHL Delaware LLC 100
Magni Re (Cayman) Ltd. CYM Westgate Delaware LLC 100
Nassau Reinsurance LLC DE 47-3724102 Nassau Insurance Group Holdings, L.P. 100
NSRE BD Holdco LLC DE 83-2726475 Nassau Reinsurance LLC 100
1851 Securities, Inc. DE 27-1619945 NSRE BD Holdco LLC 100
Nassau Cayman Brac Holding Company DE 83-1443085 Nassau Insurance Group Holdings, L.P. 100
Nassau Re (Cayman Brac) Ltd. CYM Nassau Cayman Brac Holding Company 100
GGC Opportunity Fund Management GP, Ltd. CYM GGC Opportunity Fund Management GP, Ltd. Board
GGC Opportunity Fund Management, L.P. CYM 98-0546997 GGC Opportunity Fund Management GP, Ltd. Contract
GGC Opportunity Fund Entities® CYM GGC Opportunity Fund Management, L.P. Contract
Financial American Holdings Corporation DE 27-2822251 GGC Opportunity Fund Entities?0 87.61
Financial American Insurance Services, Inc. FL 37-1484076 Financial American Holdings Corporation 100
Warranty TopCo, Inc. DE 26-3854933 Golden Gate Fund | and Il Entities?? 41.613
Warranty TopCo, Inc. DE 26-3854933 GGCOF Entities 42.315

7 Employees of The Nassau Companies of New York and its affiliates own 48.74%.

8 PHL Variable Insurance Company and an employee of The Nassau Companies of New York own 23.27%.

9 The GGC Opportunity Fund Entities are comprised of: (i) Golden Gate Capital Opportunity Fund, L.P. (#98-0546998); (ii) Golden Gate Capital Opportunity Fund-A, L.P. (#98-0546999); (iii) GGCOF Co-Invest, L.P (#98-
0572954); (iv) GGCOF Third Party Co-Invest, L.P. (#98-0572955); (v) GGCOF Executive Co-Invest, L.P. (#98-1033052); and (vi) GGCOF IRA Co-Invest, L.P. (#98-1033053).

10 percentage represents the aggregate ownership among the GGC Opportunity Fund Entities.

11 Three individuals own 12.37%. No one individual owns more than 10%.

12 The Golden Gate Fund | and Il Entities are comprised of: (i) Golden Gate Capital Investment Fund Il, L.P., (ii) Golden Gate Capital Investment Fund Il (Al), L.P., (iii) Golden Gate Capital Associates II-QP, LLC,
(iv) Golden Gate Capital Associates II-Al, LLC, (v) CCG AV, LLC — Series C, (vi) CCG AV, LLC — Series G, (vii)) CCG AV, LLC — Series | (Bain).

13 The GGCOF Entities own 42.3%. Members of management and individuals who sold their business to Warranty Topco, Inc. own the remaining 16.1%. None of these individuals own more than 10%.

14 The GGCOF Entities are comprised of (i) Golden Gate Capital Opportunity Fund, L.P., (ii) Golden Gate Capital Opportunity Fund-A, L.P., (ii) GGCOF Co-Invest, L.P. and (iv) GGCOF Third-Party Co-Invest, L.P.
15 The Golden Gate Fund | and Il Entities own 41.6%. Members of management and individuals who sold their business to Warranty Topco, Inc. own the remaining 16.1%. None of these individuals own more than 10%.
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Names of Parent, Subsidiaries or Affiliates Domiciliary | NAIC Company ID Number Directly Controlled By Ownership

Location Code Percentage
Interstate National Corporation DE 20-4197367 Warranty TopCo, Inc. 100
DRG, Inc. d/b/a Payment Insured Plan, Inc. OR 93-1160837 Interstate National Corporation 100
PIPCO Reinsurance Company, Ltd. TCA 98-0159153 Interstate National Corporation 100
National Warranty Corporation OR 03-1198148 Interstate National Corporation 100
Interstate National Dealer Services, Inc. DE 11-3078398 Interstate National Corporation 100
Interstate National Dealer Services of Florida, Inc. FL 11-3284019 Interstate National Dealer Services, Inc. 100
Interstate Administrative Services, Inc. DE 20-1549705 Interstate National Dealer Services, Inc. 100
INDS Canada Holdings, Inc. DE 20-8070016 Interstate National Dealer Services, Inc. 100
Interstate National Dealer Services Canada Corp. Canada 98-1339130 INDS Canada Holdings, Inc. 100
Warranty Direct, Inc. DE 11-3272124 Interstate National Dealer Services, Inc. 100
Lasas Technologies, Inc. FL 65-0868022 Interstate National Dealer Services, Inc. 100
National Service Contract Insurance Company Risk Retention Group, Inc. DC 10234 99-0319305 Interstate National Dealer Services, Inc. 100

Williston Holdings LLC DE 27-1434376 GGC Opportunity Fund Entities 96.016

Williston Financial Group LLC DE 27-1434397 Williston Holdings LLC 100
75 Peachtree LLC DE 36-4875018 Williston Financial Group LLC 100
264 Halsey LLC DE 35-2651827 Williston Financial Group LLC 100
Valutrust Solutions, LLC KS 27-3972891 Williston Financial Group LLC 100
WFG Lender Services, LLC MN 20-5836762 Williston Financial Group LLC 100
WFG Lender Services, LLC AL 80-0936767 WFG Lender Services, LLC 100
WFG Lender Services, LLC AR 80-0766075 WFG Lender Services, LLC 100
WFG Lender Services, LLC X 26-4627021 WFG Lender Services, LLC 100
WFGLS Title Agency of Utah, LLC ut 20-8801713 WFG Lender Services, LLC 100
WEFG National Title Company of Texas, LLC X 27-0890944 Williston Financial Group LLC 100
Universal Title Partners, LLC X 27-1273851 WEFG National Title Company of Texas, LLCY? 51.0
Universal Title Partners, LLC X 27-1273851 Newmark Homes Houston, LLC?8 49.0
WFG National Title Insurance Company SC 51152 57-0575396 Williston Financial Group LLC 100
WFG National Title Company of Washington, LLC WA 26-0522240 WFG National Title Insurance Company 100
Homer Recording District Joint Title Plant Company LLC AK 47-2160319 Kachemak Bay Title Agency, Inc.1® 90.0
Homer Recording District Joint Title Plant Company LLC AK 47-2160319 WFG National Title Insurance Company? 10.0
Williston Enterprise Solutions & Technology, LLC DE 45-2654474 Williston Financial Group LLC 100

16 percentage represents the aggregate ownership among the GGC Opportunity Fund Entities.

17 Newmark Homes Houston, LLC (listed above) owns the remaining 49% of Universal Title Partners, LLC.
18 WFG National Title Company of Texas, LLC (listed above) owns the remaining 51% of Universal Title Partners, LLC.
19 WFG National Title Insurance Company (listed above) owns the remaining 10% of Homer Recording District Joint Title Plant Company LLC.

20 Kachemak Bay Title Agency, Inc. (listed above) owns the remaining 90% of Homer Recording District Joint Title Plant Company LLC.
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Names of Parent, Subsidiaries or Affiliates Domiciliary | NAIC Company ID Number Directly Controlled By Ownership
Location Code Percentage
ITC Holdings, Inc. CA 80-0268853 Williston Financial Group LLC 100
WEFG National Title Company of California CA 95-3621359 ITC Holdings, Inc. 100
Alliance Title Agency, LLC AZ 85-1213894 ITC Holdings, Inc. 40%2
WEFG National Title Company of Clark County WA, LLC WA 38-4008723 Williston Financial Group LLC 100
19t Street Palm Harbor LLC DE Williston Financial Group LLC 100

7’210

21 Alliance Partners, LLC owns the remaining 60% of Alliance Title Agency, LLC
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SCHEDULEY
NCE HOLDING COMPANY SYSTEM

PART 1A - DETAIL OF INSURA
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1 2 3 4 5 6 7 10 11 12 13 14 15 16
Name of Type of
Securities Control
Exchange (Ownership Isan
if Publicly Board, If Control is SCA
NAIC Traded Names of Relationship Management, | Ownership Filing
Group Group Company ID Federal (U.S.or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling Required?
Code Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) (Y/N) *
Members
4736 | GGC Group 06-1599088.. |....ccccvvvrre 221129033 | The Nassau Companies of New York The Nassau Companies...........cocvueveerveeneennns Ownership......... ....100.000 |David DOMINIK........c.ccrvrrrerreirerererreieieieissnnes | renne N
4736 | GGC GIOUP.....eeeeceeereerrernnes | evereerrine | eeereeseesessnsenes DSM Sands LLC..... . |PHL Delaware LLC....... .| Ownership. ...100.000 | David DOMINIK........cceveererrrreeiereeneeireineeireenes | cerees N
4736 | GGC Group 82-3502154.. Nassau CLO SPV-I LLC The Nassau Companies of New York.............. Ownership......... [...... 56.000 [David DOMINIK........occoerivrrerieerrieieissinieiennnes | ceees N
4736 | GGC Group . |06-0493340.. Nassau Life Insurance Company..............coc...... The Nassau Companies of New York.............. Ownership......... ....100.000 |David Dominik & GGCOF Management LLC... | ...... TR U
4736 | GGC Group......cccvvevereeeerenes | everersnns 06-1065485.. | ...cocceverveeres [ erervrireniieies oo PM Holdings, INC......cccceviererieesiceeeeeevenns Nassau Life Insurance Company..................... Ownership......... ....100.000 |David DOmiNiK.........ccevevreeererrierersicreereeereneees | evens N | e
4736 | GGC GroUP.......vveeeeeeeereirnees | cerereeeenns 27-1619945.. | ..o 1482939 | .o 1851 Securities, INC.......ocvrvrereerrerrireirincneis NSRE BD Holdco LLC........c.ovvneerieiiircieinns Ownership......... ....100.000 | David DOMINIK........ocevererrenerreeeeeerneeneeneireines | eeens Necooe s
4736 | GGC Group......cvvveveerrrreieinns | errerernns 06-0860167.. | ..ovvrrrrerinne [ evrrireininiiens [ evrereiseeeineeenns Phoenix Founders, INC.........ccooevrvnieneinininnns PM Holdings, INC.......covvvirereirieirreseereinens Ownership......... ....100.000 |David DOMINIK........ccervrrrerrriereieieirninieneisnnnes | rnene [\ TR ISR
4736 | GGC Group.......c.oeeereerernennes 93548... |06-1045829.. | ......covervenee. 21031223 | PHL Variable Insurance Company..............c...... PHL Delaware LLC........cccoeurireneereireieiencenene Ownership......... ....100.000 | David DOMINIK.........ceverereereereereeeeneeneeneireines | ceeene TR U
4736 | GGC Group.......coeceververevenne. 93734... |43-1240953.. | ....ccoevvverene LA3118221 | Nassau Life and Annuity Company.................... The Nassau Companies..............ccocevevrierernne Ownership......... ....100.000 |David DOminiK.........ccccevvererernierersicreeiieereienes | e N | e
Board of
4736 | GGC GrOUP......ocveevveerrisieeiens | erereienes | errssresissssesiess | sosveesesssesines | sorvessesisssssess | cevessssssssssessnsenees GGC Opportunity Fund Management GP, Ltd... [CYM.......... UIP...oov. GGC Opportunity Fund Management GP, Ltd. [DIreCtors | .o [ ettt ensess s | evenes [\ OSSR
4736 | GGC Group.......ccoveeveeveveeverens | ereererrenns 98-0546997.. | ...ovovvrerieens | ervrereeiieeiiens [ v GGC Opportunity Fund Management, L.P......... CYM.......... UIP..oorae. GGC Opportunity Fund Management, GP, Ltd.| Contract............. | ccoevrevrrirnes GGC Opportunity Fund Management GP, Ltd. | ...... [\ USRI
4736 | GGC GrOUP.......cveevreeriesiieies | ereveiiens | erevssresiesssieniens | svevesssssssesinss | osvessesississenss | cevesesssssssessssenes GGC Opportunity Fund Entities..............ccccvunne. CYM.......... UIP....oovnene GGC Opportunity Fund Management, L.P....... Contract.......ccooe. [ covveerrerrinennns GGC Opportunity Fund Management GP, Ltd. |...... N..ooo. [2.........
4736 | GGC Group......cccvvevereveerines | ervererinns 27-2822251.. | eveveerereeees [ e e Financial American Holdings Corporation ......... DE............. NIA.............. GGC Opportunity Fund Entities...........ccocvune. Ownership......... [ ... 87.600 | GGC Opportunity Fund Management GP, Ltd. | ...... N....... [3lcee.
4736 | GGC GrOUP......ceeeeeeeeereirenes | cerereeeenas 37-1484076... | ..ceoeveereereens | eoreereireieeinees [ eeeeineineieeseineins Financial American Insurance Services, Inc...... | I NIA e Financial American Holdings Corporation........ Ownership......... ....100.000 |GGC Opportunity Fund Management GP, Ltd. | ...... TR U
4736 | GGC Group.......ceveeveeveveererens | ereerernns 26-3854933.. | ..cvvevreieens [ v [ Warranty TopCo, INC.....cvvvveererereieiieisieeieiinns DE........... NIA.....oovnn. Golden Gate Fund | and Il Entities................... Ownership......... [...... 41.600 | GGC Opportunity Fund Management GP, Ltd. | ...... N.oooa. [4], 19]...
4736 | GGC Group.......ccevveveevrveererins | errererenns 26-3854933.. | ..o [ [ Warranty TopCo, INC......covvreerirrireieieieieieiee DE............. NIA.....ccoon. GGCOF ENtities.......cvvverererererieressieiiesiiennns Ownership......... [...... 42.300 | GGC Opportunity Fund Management GP, Ltd. | ...... N e, [71...
4736 | GGC Group.......ccoveverrereererens | ereerenrnns 20-4197367.. | coovveveereieens [ eveereeieeiiens e Interstate National Corporation..............c..cc.e.... DE............. NIA.....coonnn. Warranty TopCo, INC....vcveeveeverecrereeseeeisennns Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. |...... [\ OSSO ISR
4736 | GGC Group.......ccovveveevrvrererins | errererenns 11-3078398.. [ ..oieievieis [ vrereiieirieis | erererssenseessienens Interstate National Dealer Services, Inc............. DE............ NIA.....coon. Interstate National Corporation..................... Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. |...... [\ TR ISR
Interstate National Dealer Services of Florida,
4736 | GGC Group.......coovververrrrrrerins | errerernns 11-3284019.. [ .ovieveieiis [ vrereiisiiniens | erererssenseessienens Inc. | IO NIA....ccoone Interstate National Dealer Services, Inc........... Ownership......... ....100.000 |GGC Opportunity Fund Management GP, Ltd. |....N.......| cevivneas
4736 | GGC Group 20-1549705.. Interstate Administrative Services, Inc............... DE......c.... NIA ..o Interstate National Dealer Services, Inc........... Ownership......... ....100.000 |GGC Opportunity Fund Management GP, Ltd.
4736 | GGC Group... 20-8070016.. |.... INDS Canada Holdings, Inc . |Interstate National Dealer Services, Inc Ownership. ....100.000 | GGC Opportunity Fund Management GP, Ltd.
Interstate National Dealer Services Canada
4736 | GGC Group.......ccovveveevrvrererins | errerernns 98-1339130.. | ..cevvverereens [ evreiieriieiiens [ Corp. CAN.......... NIA....ccoone INDS Canada Holdings, InC..........cccccovuverrnnnae Ownership......... ....100.000 |GGC Opportunity Fund Management GP, Ltd. |...... [\ TR ISR
4736 | GGC GrOUP......eoeveeveeerereernnes | cererreeenns N1-3272124.. | ooocvis | e | e Warranty Direct, INC......c.ovevveereereererceeecnes DE.....cc... NIA .o Interstate National Dealer Services, Inc........... Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. | ...... | TS ISR
4736 | GGC Group.......ccoveveerrverienrns | errerernns 65-0868022.. | ...covvrrerinne [ cvreireriiniiens [ Lasas Technologies, INC........cccoceveviverreirerenennn. FLooioinnes NIA....ccine Interstate National Dealer Services, Inc........... Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. |...... [\ TR ISR
National Service Contract Insurance Company
4736 | GGC Group.......ccouvvvevrivrreennes 10234... [99-0319305.. | ...covererrens | cevrreneivninnies | ereieriereseseennnns Risk Retention Group, Inc. DC...ccocevee. A, Interstate National Dealer Services, Inc........... Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. |...... [\ TR ISR
4736 | GGC Group 93-1160837.. DRG, Inc. d/b/a Payment Insured Plan, Inc....... OR............ NIA ..o Interstate National Corporation Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. | ...... N
4736 | GGC Group... 98-0159153.. |.... PIPCO Reinsurance Company, Ltd.... . | Interstate National Corporation . | Ownership. ...100.000 | GGC Opportunity Fund Management GP, Ltd. | ...... N
4736 | GGC Group 93-1198148.. National Warranty Corporation Interstate National Corporation Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. | ...... N
4736 | GGC Group......ccccvvevereeeerens | evererinns 27-1434376.. | .oooveeverceees [ e e Williston Holdings LLC.........ccccoveevevveeeriicrnen, DE............ NIA.............. GGC Opportunity Fund Entities............ccccevnee Ownership......... | ...... 96.000 | GGC Opportunity Fund Management GP, Ltd. | ...... N
4736 | GGC GrOUP.....c.oeveeeeeeceeernnes | cerereeeenns 27-1434397 .. | oeeeeererens | e [ e Williston Financial Group LLC..........cccoveurrinennee DE....ccco.. NIA e Williston Holdings LLC.........c.ovvreneunineinrirninne Ownership......... ....100.000 |GGC Opportunity Fund Management GP, Ltd. | ...... Necooe [
4736 | GGC Group......cvvveverrvreiennes | evrerernns 36-4875018.. | ..ovvvrerinne | cvrvireneniiens e 75 Peachtree LLC........cccoovvvvvvrervieieiieeisniennns DE.....ccoe.. NIA...coine Williston Financial Group LLC...........ccccccevvnnee. Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. |...... [\ TR ISR




I'€Ll0

Statement as of September 30, 2020ofthe N@SSauU Life Insurance Company of Kansas

SCHEDULE Y

NCE HOLDING COMPANY SYSTEM

PART 1A - DETAIL OF INSURA
8 9

1 2 3 4 5 6 7 10 11 12 13 14 15 16
Name of Type of
Securities Control
Exchange (Ownership Isan
if Publicly Board, If Control is SCA
NAIC Traded Names of Relationship Management, | Ownership Filing
Group Group Company ID Federal (U.S.or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling Required?
Code Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) (Y/N) *
4736 | GGC GrOUP......veeceeerereernnes | cevereeeenns 35-2651827.. | oeevveverrenne [ eoverireneniens [ 264 Halsey LLC Williston Financial Group LLC Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. | ...... Neooooe e
4736 | GGC Group.......ccovveverrvreiernns | errerrernns 27-3972891.. | .oevvverevinns v [ Valutrust Solutions, LLC Williston Financial Group LLC Ownership......... ....100.000 |GGC Opportunity Fund Management GP, Ltd.
4736 | GGC GrOUP.......eveceeeeereerenes | cereneeeenns 20-5836762.. | ..eveeeeverrereens | correreirnenninnes | eereeeneineieensennins WFG Lender Services, LLC.......cccovvvrrrrrrrerenes Williston Financial Group LLC.........ccccveurrurnnn. Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd.
4736 | GGC Group.......cevveveerrerenerins | errereenns 80-0936767.. | ..ccvvvrrerinns [ ervrerrersiniiens [ ervreverssesersnienns WEFG Lender Services, LLC.........ccccoeverererrennns WFG Lender Services, LLC........cccovvevrerrennne. Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd.
4736 | GGC GrOUP.....eoeveceeereereirenes | cererreeenns 80-0766075.. | ..vovrererrereers | coreereirneneennes | eereeeneeneseessennenns WFG Lender Services, LLC.......ccovvvrvrirrirneenes WFG Lender Services, LLC........cocovvnierrernenne Ownership......... ....100.000 |GGC Opportunity Fund Management GP, Ltd.
4736 | GGC Group.......ccovvvvveerverrenenes 26-4627021.. WEFG Lender Services, LLC.........ccccovverrrrirnnnnns WFG Lender Services, LLC........ccooovvvreiennen. Ownership......... ....100.000 |GGC Opportunity Fund Management GP, Ltd.
4736 | GGC Group... 20-8801713.. |.... WFGLS Title Agency of Utah, LLC . |WFG Lender Services, LLC...... ... | Ownership. ...100.000 | GGC Opportunity Fund Management GP, Ltd.
4736 | GGC Group........ceeeververevenne. 27-0890944.. WFG National Title Company of Texas, LLC..... Williston Financial Group LLC.............cccevevnee. Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd.
4736 | GGC Group.......cccceveevvvrvennes 27-1273851.. Universal Title Partners, LLC...........ccccccevvrvnnee. WFG National Title Company of Texas, LLC... | Ownership......... |...... 51.000 | GGC Opportunity Fund Management GP, Ltd.
4736 | GGC Group... 27-1273851.. |.... Universal Title Partners, LLC.............. . | Newmark Homes Houston, LLC Ownership......... | ...... 49.000 |Unknown (not affiliated with the GGC Group).
4736 | GGC Group.......ccoceveevevrieennes . |57-0575396.. WFG National Title Insurance Company............ Williston Financial Group LLC...........cccccevuece. Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd.
WFG National Title Company of Washington,
4736 | GGC GroUP.......vveeeeeeeeeirenes | cerereeeenne 26-0522240.. | ..coovvrrerrrens | v [ e LLC WA............ NIA. e WFG National Title Insurance Company.......... Ownership......... ....100.000 |GGC Opportunity Fund Management GP, Ltd. | ...... Nucooe [
Homer Recording District Joint Title Plant
4736 | GGC GrOUP......ueeeceeeeeerrenes | cerereeeenas 47-2160319.. | oo | e | ereeeneeseesenseesseeees Company LLC AKone NIA e WFG National Title Insurance Company.......... Ownership......... |...... 10.000 | GGC Opportunity Fund Management GP, Ltd. | ...... N...o.. [11].eee
Homer Recording District Joint Title Plant
4736 | GGC Group.......ccoveveeveveererens | errerernns A47-2160319.. [ .o | vereieieieieis e Company LLC AK...oove NIA.....ccoon.. Kachemak Bay Title Agency, Inc...........c.cc....... Ownership......... |...... 90.000 |Unknown (not affiliated with the GGC Group). | ...... N [12.......
Williston Enterprise Solutions & Technology,
4736 | GGC Group.......ccovveveevevrererins | errerernns 452654474 | ..o | e | e LLC DE............ NIA....ccoone Williston Financial Group LLC...........ccccccevueee. Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. |...... Neoooos e
4736 | GGC GrOUP.......vveerererereinnes | cerenreeenns 80-0268853.. | ...covvvvrrrenne [ everireireniiens v ITC Holdings, INC......cvoveerererieirinnireeiieriseis (07, NIA ..o Williston Financial Group LLC..........ccccvvurvunnn. Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. | ...... | TSI ISR
4736 | GGC GroUP.....c.eveeceeeeeerenes | eeerereenne 95-3621359.. | ..cvererrererreins | erreireieenninees [ eeneineineieessinei WFG National Title Company of California ...... CA.ovrve NIA. e ITC Holdings, INC.....coeumreiirireieiiniineireieeeeene Ownership......... ....100.000 |GGC Opportunity Fund Management GP, Ltd. | ...... Nucoeee e
WFG National Title Company of Clark County
4736 | GGC Group.......ccovveveevrveererins | errerernns 38-4008723.. | ..covereveens [ v [ WA, LLC WA............ NIA....ccoone Williston Financial Group LLC...........ccccccevueee. Ownership......... ....100.000 | GGC Opportunity Fund Management GP, Ltd. |...... [\ TR ISR
4736 | GGC GrOUP.....veverererrererrnnes | cerenreeenns AB-BATTTEA.. | .ooeeeeenes | rereereineens | rereeneenerssneeneinnens GGCOF Management, LLC........cc.cocovvrerrrrnrenns DE......cc... NIA...corne David DOMINIK........oceveerereerirerirerereeereereeeens Ownership......... ....100.000 |David DOMINIK........ccerierrerereereirereereeneneeerenees | creene | TS ISR
4736 | GGC Group.......covveveerrrrrrenins | errerernns 94-3361271.. | coevrereviens [ evreireieieiiens [ Golden Gate Private Equity, INC..........ccovriunee DE.....cco... NIA....ccoone GGCOF Management, LLC..........ccccvvvrriirnennes Ownership......... ....100.000 |David DOMINIK..........ccovrrreererrerererieieneseisnnnes | reene [\ TOUO ISR
4736 | GGC GrOUP......eeveerererrerernnes | cererreeenns NIA ooiens e [ ernrnenninnnes | ceessensessessseseneens GGC FUN N CYM.......... NIA i [t Ownership......... 100 100.000 | 1evveiiiieieieeesiee s nsensnns | sris N....... [13], [14]
4736 | GGC Group.......ccovveveevrvrererins | errerernns 98-1250709.. | ..evvverereens [ evreirerieeiiens [ NRH, L.P.oore s CYM.......... NIA....ccoine GGCOF Executive Co-Invest Holdings, Ltd..... CONMIACE.....cviveis [t [ ettt | 2veees [\ TR ISR
4736 | GGC GrOUP.......eveeceeerrereerenes | cevereeeenne 98-1269725.. | ..eovvevvrrinne [ v [ Nassau UK Ltd........cooverenenenenenceenees GBR.......... NIA .o NRH, L.P......ccccene Ownership......... ....100.000 |David DOMINIK..........orvereerereereenieereineeeeinenens | e | TSI ISR
4736 | GGC Group.......ccovveveerrvreierrns | errerernns NA coiieies [ ererreieniies | e | e Nassau Cayman Ltd.........ccccoverrereniererinnnnns CYM.......... NIA....ccoine Nassau UK Ltd Ownership......... ....100.000 |David DOMINIK..........cccrvrrrerrerrrrererreieiererssnnes | reene [\ TR ISR
4736 | GGC GrOUP.......evveecererererenes | ceverreeenns NIA cooeieis [ [ eerrneninnnes | e Nassau Re (Cayman) Ltd.........ccccoovvrerrernineenen. CYM.......... NIA ..o NRH, L.P.o e Ownership......... ....100.000 |David DOMINIK..........eeereerereereeneeereeneeieinenees | reene [\ [15].......
4736 | GGC Group.......covveverrvreirerins | errerrernns NIA coiieies [ errnreiennies | ceereiennenes | e Magni Re (Cayman) Ltd.........cccoovverrierrerieninns CYM.......... NIA....ccoone NRH, L.P..ooiieiieiecseeeee e Contract.......ccoew. [ vovrerreriennns David DOMINIK. .......evrerriereiieieesssnesesniens | cvees [\ TR ISR
4736 | GGC GrOUP......eeevecereeereerenes | cererrerenns 47-5299012.. | covoeveerereireiins | evereereirneinnens | eeeeeeeneereneesenenees Nassau Insurance Group Holdings GP, LLC...... [ ] S NIA .o Nassau Financial Group, GP Ltd.............cc....... Ownership......... ....100.000 | David DOMINIK........cceeverereenrrreireerrerneenseseireines | ceeens | TR ISR
4736 | GGC Group......cevvereerrererenins | errerernns 38-3981572.. | .oevrvrerinns [ evrvireiininiiens [ ervreneisseseisnienne Nassau Insurance Group Holdings, L.P............. [] S UIP..cooene Nassau Insurance Group Holdings GP, LLC.... |Contract............ | cooveerrerriennns David DOMINIK......cvvrvrreereieieieiesssnessisneens | ceees [\ TR ISR
4736 | GGC GrOUP.....eeveeceeerrereernnes | cererreeenns 47-5128985.. | covoeeverrreiins | rrereereineinnens | e senseneees The Nassau COMPanies..........oeuewereereurreneeneenns DE.....cc... UIP..ooiinne Nassau Insurance Group Holdings, L.P........... Ownership......... ....100.000 | David DOMINIK........ccerverereeerereeeeeesneenseneereennes | ceeens | TSI ISR
4736 | GGC Group.......ccovvevveevenrennnns 62359... |36-1824600.. | ....cocovrivrerne | crvrrrirereniiens [ errereiseeireissennns Nassau Life Insurance Company of Texas........ L), S A, Nassau Life and Annuity Company.................. Ownership......... ....100.000 |David DOMINIK........ccervrrrerrerreieieireinienensennes | rnene N [16].......
4736 | GGC Group.......ccveereerrenennes 68284... [48-0557726.. | ..covvreererens | eoreereinenenees | cereeineireieeseineins Nassau Life Insurance Company of Kansas...... (T RE....oieine Nassau Life and Annuity Company.................. Ownership......... ....100.000 | David DOMINIK........cceverereencereereeeerseeneeneireines | ceeene [\ TR U
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1 2 3 4 5 6 7 10 11 12 13 14 15 16
Name of Type of
Securities Control
Exchange (Ownership Isan
if Publicly Board, If Control is SCA
NAIC Traded Names of Relationship Management, | Ownership Filing
Group Group Company ID Federal (U.S.or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling Required?
Code Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) (Y/N) *
4736 | GGC GrOUP......veeceeerereernnes | cevereeeenns 81-3180396.. | ...cvvevvrrenee [ errerrereireniens [ NSRE Saybrus Holdings, LLC........ccccccovrrrrrenee DE.....cc... NIA .o Nassau Financial Group, L.P.......ccccoovinrurninne Ownership......... ....100.000 |David Dominik
4736 | GGC Group.......ccovveverrvreiernns | errerrernns 27-0671327.. | coevvvererenne [ evreireisiniiens [ Saybrus Partners, LLC.........cccocoevvervevieicriiennns DE.....cco... NIA....ccoine NSRE Saybrus Holdings, LLC..........cccccevvrunnnne Ownership......... [...... 86.200 |David Dominik
4736 | GGC GrOUP.......eveceeeeereerenes | cereneeeenns 37-1872368.. | .eveeveeereereens | cvrereirninnnnes [ cereeineireieessennenns Saybrus Management Holding Company Inc..... |DE............. NIA ..o Management, NSRE Saybrus Holdings, LLC... | Ownership......... ....100.000 | David Dominik
4736 | GGC Group.......cevveveerrerenerins | errereenns 27-1629423.. | ..oovvvrevinne [ evreireieiniiens e Saybrus Holdings, LLC Saybrus Partners, LLC........ccocovvervvniereniinnnns Ownership......... ....100.000 |David Dominik
4736 | GGC GrOUP.....eoeveceeereereirenes | cererreeenns 27-1869321.. | eveeerrerrireens | eovrereieenninnes [ eereeeneineieensennen Saybrus Equity Services, LLC Saybrus Holdings, LLC.........cccoverrrnrnrerrirnenns Ownership......... ....100.000 | David Dominik
4736 | GGC Group 47-3724102.. Nassau Reinsurance LLC..........cccccoovvvrereinn. Nassau Insurance Group Holdings, L.P........... Ownership......... ....100.000 |David Dominik
4736 | GGC Group... 83-2726475.. | .... NSRE BD Holdco LLC.... . |Nassau Reinsurance LLC..... . | Ownership. ...100.000 |David Dominik.
4736 | GGC Group 81-0773412.. Nassau Asset Management LLC.... Nassau Financial Group, L.P..........ccccccovviunnne Ownership......... ....100.000 |David Dominik N
4736 | GGC Group 26-4145792.. Nassau CorAmerica LLC.........coccovreneeneererninnne Nassau Asset Management LLC...................... Ownership......... ....100.000 | David DOMINIK.........ceverereeereereereeeernceneeseireines | ceeene N.......
4736 | GGC Group... 26-4145792.. | .... Nassau CorAmerica Loan Company LLC... . | Nassau CorAmerica LLC ..| Ownership. ...100.000 | David DOMINiK.........cccceverereirrereriiersseeresnienes | e N
4736 | GGC Group 46-3781541.. Nassau CorAmerica Advisors LLC............c........ Nassau CorAmerica LLC Ownership......... ....100.000 | David DOMINIK........ccoverereencrreeeeeenneeneeneireenes | eeens N
4736 | GGC Group......cccvvevereveerines | everernnns 35-2586068.. [ ...cocererrreres [ e e Nassau Corporate Credit LLC............ccccevvevennee Nassau Asset Management LLC...................... Ownership......... ....100.000 |David DOminiK.........cccvevveeererneerersiereesieereneees | e N | e
4736 | GGC GrOUP......oveeeeeeecererrnnes | cerereeeenns NIA cooiienies [ e [ | e NCC CLO Manager LLC........ccocuoverrererrrinieneinee Nassau Corporate Credit LLC..........ccccovveevuneen. Ownership......... ....100.000 | David DOMINIK........ccooverererencreeeeeenneeneeneireines | eeene Necooe e
4736 | GGC Group.......ccoveveeveeeererens | eveererrnns 82-4813430.. | ..ovoveevereeens [ eveereeieeiiens v NCC Management LLC.........ccoovvvvrererrerennn. Nassau Corporate Credit LLC..............ccccouun Ownership......... ....100.000 |David DOMINIK..........ccoovvrreererrererereerersseeienenes | vennae [\ OSSO ISR
4736 | GGC Group.......ccoeeveeveveererens | evrererens 83-1443085.. | ...covvererriens [ v [ Nassau Cayman Brac Holding Company........... Nassau Insurance Group Holdings, LP............ Ownership......... ....100.000 |David DOMINiK..........cccoeurvvererrerererieieieieiseenes | e [\ TR ISR
4736 | GGC GrOUP......ocvevvreevrisieniens | evereiees | ervssresissisaesiess | sesvessesssesines | sorsessesisssseses | ceveesssssssssessnsenees Nassau Re (Cayman Brac) Ltd..........c..cccocvevnene Nassau Cayman Brac Holding Company......... Ownership......... ....100.000 |David DOMINIK..........ccoovvereererrereriereerersseeiseenes | vennae Neoooos e
4736 [ GGC GIOUP.....eueeeeceeereeeens | reerneeneinee | eesseeeseessenssenes | eeveesnssnsisnennns | sernsssesssssnsinne | sessessssssesssessnsens Nassau TRF SPV Ltd........cccoorenrunennineineineenes Nassau Re (Cayman) Ltd.........ccooveerrvrrerrirnnenes Ownership......... ....100.000 |David DOMINiK..........cccoeurvvererrerererieieseieiseeies | e Neoooos e
4736 | GGC GrOUP......ocveevveerersieerens | erereiiees | eeevssresisssssesiens | sesveesesssesinss | sosssssesiessnseses | eveesssssssssesssssnees Nassau NAMCO Blocker LLC...........cccoverernnnee Golden Gate Capital Opportunity Fund-A, L.P. | Ownership......... ....100.000 |David DOMINIK..........ccevveveererrererierieressiessennes | vennne [\ OSSO ISR
4736 | GGC GrOUP......ucveevreereisiieies | evrerieiiens | everssiesissssiesiens | svevessssssesinss | vsvesesiessssens | evesesssssssessssenees Nassau NAMCO Splitter, L.P.......cocvevvercreirans CYM.......... NIA....ccoon. GGC Opportunity Fund Management, L.P....... Ownership......... ....100.000 |David DOMINIK..........cccovvrvverirrerererieienererinenes | e | OSSR
4736 | GGC GrOUP......ocveevveevrisieenens | erereiiees | eerssresississesiess | sesvessssssesines | sosssssesiesssseses | cevesssssssssssssnsenees Nassau Saybrus Blocker LLC............cccccvvvernee. CYM.......... NIA.....coonn. Golden Gate Capital Opportunity Fund-A, L.P. | Ownership......... ....100.000 |David DOMINIK..........ccvvvereererrererereeiessseiseenes | venene [\ USRI
4736 | GGC GrOUP......vveevreeriesrieies | everieniens | verssiesiesssieniens | sresesssseseninss | vssessessessssens | soresessssessessssnnnes Nassau Saybrus Splitter, L.P.........ccccccvevivennee. CYM.......... NIA....ccoone GGC Opportunity Fund Management, L.P....... Ownership......... ....100.000 |David DOMINIK.........ccrvvrreererrerererieierereiissnes | oeene [\ TUUSO ISR
4736 | GGC GroUP.....c.ovveevererireienes | cerenreeenns 98-1421610.. | ..evvverrrrenne [ v v Nassau Financial Group GP Ltd...........ccccoerrnnnee CYM.......... NIA ..o INAIVIAUAIS. ... Ownership......... ....100.000 |David DOMINIK.........cerververerrereinieereinereeeerennes | reene | TR ISR
4736 | GGC Group.......ccovveveevrvrererins | errerernns 98-1421752.. | coeeveveeviens [ eveeiieiieiiens [ Nassau Financial Group, L.P.........cc.ccccevivnnee. CYM.......... NIA....ccoon. Nassau Financial Group GP Ltd............ccco...... Ownership......... ....100.000 |David DOMINIK..........cccovrrrvererrerererieienereisienes | e [\ TR ISR
4736 [ GGC GIOUP.....ververrrerieirenes | cerrenesninns | eerrensssessssnssenes | eeseessssnsssnesnss | svsnsssessnssessnns | sessessssssesssssessnens Nassau Co-Invest Fund LLC..........c.cccccevrrrrrenne DE....ccooeu. NIA ..o The Nassau Companies........c....ceerrrerrerennes Ownership......... ....100.000 |David DOMINIK.........covuververereereenierreirireieerennes | reene | TR ISR
4736 | GGC GrOUP......ecveevreeiiisrieies | rverieniees | rersnsesieissieniens | sresessssesennnes | vnssssessessssene | sosvesessssessessssnnees PHL Delaware LLC........cccoevieierrerrieeiseeienne Nassau Insurance Group Holdings, L.P........... Ownership......... ....100.000 |David DOMINIK........c.ccrvvrrerrerrerererreieiereisnnnes | onene [\ TR ISR
4736 | GGC Group 83-2559102.. Nassau Alternative Investments LLC................. Nassau Asset Management LLC............c........ Ownership......... ....100.000 | David DOMINIK........overerererenrerreeesnersnensesneseesnes | ceeens N
4736 | GGC Group... 83-2636471.. |.... Nassau Private Credit LLC...... . |Nassau Corporate Credit LLC.. .. | Ownership. ...100.000 | David DOMINiK.........ccceveverrerrerrirsireieisrieneisniens | cvees N
4736 | GGC Group 83-2654128.. Nassau Private Credit GP LLC... Nassau Corporate Credit LLC...........cccoovereneen. Ownership......... ....100.000 | David DOMINIK.......overerrererenrenreeernernsensesseseesnes | ceeens N...oo.
4736 | GGC Group 83-2670988.. Nassau Private Credit Onshore Fund LP........... Nassau Private Credit GP LLC Contract............. David DOMINIK........orvrreereieieieiesssneiresniens | cvees N
4736 | GGC Group... NA....coennn. Nassau Private Credit Master Fund LP... . |Nassau Private Credit GP LLC ..| Contract.... .| David DOMINiK..........cccerieeericieesiesssseens | evne N
4736 | GGC Group 98-1476251.. Nassau Private Credit Offshore Fund LP........... Nassau Private Credit GP LLC Contract............. David DOMINIK. .......ervrreereiieieiessssesesniens | cvees N
4736 | GGC GrOUP.......vverecerrereernnes | cevereeeenns 83-1785900.. | ...cvvervrrrenne [ errerrireireniien [ Nassau CLO SPV-II LLC........ccccovrverrerririerrenens DE.....cc.. NIA .o The Nassau Companies of New York.............. Ownership......... |...... 54.340 [David DOMINIK........covereeereereeireenieeneinieeneinenns | e N
4736 | GGC Group......cevvereerrvrneeinns | errerrernns 84-2346847.. | ..covvrvrinne | cvrrreiriniiens [ Nassau 2019 CFO LLC.......cccovevvvreririinienns DE.....ccoe.. NIA ..o Nassau Life Insurance Company..................... Ownership......... [...... 76.730 [ David DOMINIK.........cverierreeieirrieieissieienseinnes | cees N
4736 | GGC GrOUP......eeevececereereirenes | cererreeenns NIA ooeies [ [ | e Nassau CorAmerica FL1 GP LLC..........cc.coueue.. [ ] S NIA ..o Nassau CorAmerica LLC.........cccovveerrerienrenen. Contract.......ceee. | woveereereerneenns David DOMINIK.......coeereerereeeinieereeseeeeineenes | ceees | TR ISR
4376 | GGC Group......cccvvevereeeerens | evererinns 84-2253380.. [ .cvevrerereiees [ e e NPC SGP LLC.....cooveiieeeeeee e DE............. NIA.............. Nassau Corporate Credit LLC............ccccvuevene Contract.......ccce. | coerveererennenns David DOMINiK........ccoeeeieriicreerieeeeeeeieieees | e N | e
4376 | GGC Group.......ccveereerrereennes 16585... | 83-4356685.. | ...covverrereernns | rerrerrrirriineines | e Lynbrook Re, INC.......covveeienrieinircreeineens VT A Nassau Life and Annuity Company.................. Ownership......... ....100.000 | David DOMINIK........ocoverereeencereeeeeenneeneeneireines | eeene Necooe s
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1 2 3 4 5 6 7 10 11 12 13 14 15 16
Name of Type of
Securities Control
Exchange (Ownership Isan
if Publicly Board, If Control is SCA
NAIC Traded Names of Relationship Management, | Ownership Filing
Group Group Company ID Federal (U.S.or Parent, Subsidiaries Domiciliary | to Reporting Directly Controlled by Attorney-in-Fact,| Provide Ultimate Controlling Required?
Code Name Code Number RSSD CIK International) or Affiliates Location Entity (Name of Entity/Person) Influence, Other) | Percentage Entity(ies)/Person(s) (Y/N) *
4376 | GGC GrOUP.......oeveereeerrereernnes | cerereeeenns 84-3007139.. | .evrvevrrrenne [ eererreineniens [ Nassau CorAmerica 2019-FL1 LLC................... DE.....cc... NIA .o Nassau CorAmerica FL1 GP LLC Contract............. David Dominik
4376 | GGC Group.......cevveverrrreienins | errerrernns 84-2246947.. | ...cvvvrerinne | v [ Nassau CorAmerica 2019-FL1 (Cayman) LP.....|CYM.......... NIA....ccoine Nassau CorAmerica FL1 GP LLC Contract ............ David Dominik
4376 | GGC GrOUP.......vveereeeeereernnes | ceverreeenns 84-3366256.. | ..vorvererrirrirs | errerrirninninnes [ ceereneineieesnenni NAMCO Services LLC........cocovrrrrrmeerrirrernineenns [ ] S NIA ..o Nassau Asset Management LLC..................... Ownership......... ....100.000 | David Dominik
4376 | GGC GroUP.....cceeeeeeeecreeines | ceverenenens 832511417 .. [ oo | e | crrverineninenieneeeens Nassau 2019 CFO Fund LLC........cc.coocvvvernrenne. DE......ccc.... NIA...ooien. Nassau 2019 CFO LLC.......cccovvuvvrernrererierinnene Ownership......... ....100.000 | David Dominik
4376 | GGC GIOUP.....eereeerreeeeenees | eeerenennires | eeeseneseessssnssenes | eeveesnnsnsesnesnss | seensesesssssessnns | sessesenseesessessnnens Westgate Delaware LLC.........cccocvvrvrnrerrernennns [ ] S NIA .o PHL Delaware LLC.........cccveurreneneereirnesieeneens Ownership......... ....100.000 | David Dominik
4376 | GGC Group.......ccovvevveeverrenenns 83-3163443.. Dedicated Distribution Partners, LLC................. DE.....ccoeu. NIA...coine Saybrus Partners, LLC.........cccooverrvvieiriiniinnnns Contract......cccoew. [ vovrerreininnnns David Dominik
4376 | GGC Group... 84-3945103.. | .... Sunrise Re, Inc.... .. | The Nassau Companies............... ....| Ownership. ...100.000 |David Dominik.
4376 | GGC Group.......coeeevevverevenne. 84-3620646.. Concord Re, INC......cucvviveeeececeee e, PHL Variable Insurance Company................... Ownership......... ....100.000 |David Dominik
4376 | GGC Group.......cccoeeereerrernennes 84-3684885.. Nassau Employee Co-Invest Fund | LLC........... [ ] S NIA .o The Nassau Companies of New York.............. Ownership......... David Dominik

4376 | GGC Group... 98-1472055.. |.... GGCOF Nassau Investments, L.P.......... . | Golden Gate Capital Opportunity Fund, L.P..... | Contract............. | ccooeverrrrernaes David Dominik.

4376 | GGC GrOUP.....eeeeceeereereernnes | erereireene | eeereesessessneeees Alliance Title Agency, LLC.......ccccovvvineneinineen. ITC Holdings, INC.....voevuieiereirireinieneireieeeeene Ownership......... | ...... 40.000 | David Dominik

4376 | GGC GroUP......cvvvcveveriereiiees [ evrveiniinies [ eveerinieeiniieiens | eerviiessniniees | evevssnssesniniess | cevesvsissessssesesssens Nassau NCC Blocker (UK) Ltd..........ccccvuvevernee Nassau Corporate Credit LLC............ccccvuevene Ownership......... ....100.000 |David Dominik

4376 | GGC GIOUP.....eueeeereeereeeens | eeerneineines | eeeseeeseeseenssenes | eeveesnssnssssesens | seensusesssssesenne | sesssssnsesesssessncens NCC Management (UK) Ltd.........cocovererrieneennens Nassau Corporate Credit LLC..........ccccovveevuneen. Ownership......... ....100.000 | David Dominik

4376 | GGC GrOUP......ocveevveevrisieeiens | evereienes | ervsrresinssssesiess | sesvessesssesines | sosvessesisssneses | ceveesessssssssessnssnees Nassau Corporate Credit (UK) LLP.................... Nassau NCC Blocker (UK) Ltd...........cccccoeeveene Ownership......... [...... 99.000 |David Dominik

4376 | GGC GrOUP.......cveevreerirsiieies | eveveriees | erevssresieissiesiens | seevesessssesinss | vsvessesisssssens | cevesesssssssessssnnees Nassau Re/lmaging LLC..........ccccvevvvverrereirninnns Nassau Insurance Group Holdings, L.P........... Ownership ........ ....100.000 |David Dominik

4376 | GGC Group........coveveereveererens | ereererrnns 13-2608329.. [ ..ovcvevereiees | eerererieieeenes | eveeveeisessesinienens Foresters Financial Holding Company............... Nassau Life Insurance Company.................... Ownership......... 2 100.000 [ cvoveieeicreee e s
4376 | GGC GrOUP.....eueeeeeeeereeeens | eevrneeneinee | eesreeeseessesssenes | eeveessssnsisnennns | sesnsssesssssnsenne | sessessssssesssessncens 19th Street Palm Harbor LLC..........ccovvviurrirnenne [] S NIA e Williston Financial Group LLC..........ccccocneuun. Ownership......... ....100.000 | David Dominik

Aster Explanation

[1]  |Employees of The Nassau Companies of New York and its affiliates own 44.00%.

[2] | The GGC Opportunity Fund Entities are comprised of: (i) Golden Gate Capital Opportunity Fund, L.P. (#98-0546998); (ii) Golden Gate Capital Opportunity Fund-A, L.P. (#98-0546999); (i) GGCOF Co-Invest, L.P (#98-0572954); (iv) GGCOF Third Party Co-

Invest, L.P. (#98-0572955); (v) GGCOF Executive Co-Invest, L.P. (#98-1033052); and (vi) GGCOF IRA Co-Invest, L.P. (#98-1033053).

[3] | Three individuals own 12.37%. No one individual owns more than 10%.

[4] | The Golden Gate Fund | and Il Entities are comprised of: (i) Golden Gate Capital Investment Fund II, L.P., (i) Golden Gate Capital Investment Fund Il (Al), L.P., (iii) Golden Gate Capital Associates II-QP, LLC, (iv) Golden Gate Capital Associates II-Al, LLC,

(v) CCG AV, LLC - Series C, (vi) CCG AV, LLC - Series G, (vii) CCG AV, LLC - Series | (Bain).

[5] | The GGCOF Entities own 42.3%. Members of management and individuals who sold their business to Warranty Topco, Inc. own the remaining 16.1%. None of these individuals own more than 10%.

[6] |The GGCOF Entities are comprised of (i) Golden Gate Capital Opportunity Fund, L.P., (ii) Golden Gate Capital Opportunity Fund-A, L.P., (ii) GGCOF Co-Invest, L.P. and (iv) GGCOF Third-Party Co-Invest, L.P.

[7] | The Golden Gate Fund | and Il Entities own 41.6%. Members of management and individuals who sold their business to Warranty Topco, Inc. own the remaining 16.1%. None of these individuals own more than 10%.

[8] |Percentage represents the aggregate ownership among the GGC Opportunity Fund Entities.

[9] |Newmark Homes Houston, LLC (listed above) owns the remaining 49% of Universal Title Partners, LLC.

[10] |WFG National Title Company of Texas, LLC (listed above) owns the remaining 51% of Universal Title Partners, LLC.

[11] |Kachemak Bay Title Agency, Inc. (listed above) owns the remaining 90% of Homer Recording District Joint Title Plant Company LLC.

[12] |WFG National Title Insurance Company (listed above) owns the remaining 10% of Homer Recording District Joint Title Plant Company LLC.

[13] |"GGC Fund III" represents Golden Gate Capital Opportunity Fund, L.P.; Golden Gate Capital Opportunity Fund-A, L.P. and GGCOF IRA Co-Invest L.P.

[14] |Percentage represents the aggregate ownership among the GGC Fund Il entities.

[15] |Non-voting shares of Nassau Re (Cayman) Ltd. are held by Nassau Cayman Ltd.

[16] |Name changed from "Constitution Life Insurance Company" on June 27, 2019

[17] |Employees of The Nassau Companies of New York. and its affiliates own 42.88%.
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[18] |PHL Variable Insurance Company and an employee of The Nassau Companies of New York own 23.27%.

[19] |Employees of the Nassau Companies of New York and its affiliates own 48.74%

[20] |Alliance Partners, LLC owns the remaining 60% of Alliance Title Agency, LLC

[21] |NCC Management (UK) Ltd. owns 1%
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SUPPLEMENTAL EXHIBITS AND SCHEDULES INTERROGATORIES

The following supplemental reports are required to be filed as part of your statement filing. However, in the event that your company does not transact the type of
business for which the special report must be filed, your response of NO to the specific interrogatory will be accepted in lieu of filing a "NONE" report and a bar code
will be printed below. If the supplement is required of your company but is not being filed for whatever reason, enter SEE EXPLANATION and provide an
explanation following the interrogatory questions.

Response

1. Will the Trusteed Surplus Statement be filed with the state of domicile and the NAIC with this statement? SEE EXPLANATION
2. Will the Medicare Part D Coverage Supplement be filed with the state of domicile and the NAIC with this statement? SEE EXPLANATION
3. Wil the Reasonableness of Assumptions Certification required by Actuarial Guideline XXXV be filed with the state of domicile and electronically

with the NAIC? SEE EXPLANATION
4. Wil the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXV be filed with the state of domicile

and electronically with the NAIC? SEE EXPLANATION
5. Wil the Reasonableness of Assumptions Certification for Implied Guaranteed Rate Method required by Actuarial Guideline XXXVI be filed with

the state of domicile and electronically with the NAIC? SEE EXPLANATION
6. Wil the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXVI (Updated Average Market Value)

be filed with the state of domicile and electronically with the NAIC? SEE EXPLANATION

7. Wil the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXVI (Updated Market Value) be filed
with the state of domicile and electronically with the NAIC? SEE EXPLANATION

8. Wil the Life PBR Statement of Exemption be filed with the state of domicile by July 1st and electronically with the NAIC with the second
quarterly filing per the Valuation Manual (by August 15)? (2nd Quarterly Only). The response for 1st and 3rd quarters should be N/A.
A NO response resulting with a barcode is only appropriate in the 2nd quarter. N/A

Explanations:
1. Business not written

Business not written
Business not written
Business not written
Business not written
Business not written
Business not written
Not Applicable for 1st and 3rd Quarters

N O W

Bar Code:

0 A0 IR0 RD AR e AT 0 A0 IR AEAMO AR o
* 6 8 2 8 42 0204 9000O0O0O0 3 = * 6 8 2 84 2 0204470000 3 =
AN SRR AR AR TR O AU R AREAC A AR TR O
* 6 8 2 84 2 0203650000 3 = * 6 8 2 84 2 02 04480000 3 =
T 0 A0 IR0 G0R LT AR e AT 0 A FITD AT LA
* 6 8 2 84 2 02 04450000 3 = * 6 8 2 84 2 02 04490000 3 =
AT 0 AT RIEEATARLATAROAL

* 6 8 2 84 2 02 0446 0000 3 =
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Overflow Page for Write-Ins

NONE
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SCHEDULE A - VERIFICATION

Real Estate

1

Year to Date

2
Prior Year Ended
December 31

© © N ok w

_
- o

Book/adjusted carrying value, DECEMBEr 31 Of IO YEAI..........cvcvevrerieeierieteeeee ettt senees
Cost of acquired:

2.1 Actual cost at time of aCQUISIION. ..........ovuevererrerrieiersrieereseeseseeeseenens

2.2 Additional investment made after acquisition \
Current year change in NCUMDIANCES...........covvvveveercrreereereees e o)
Total gain (loss) on disposals
Deduct amounts received on disposals
Total foreign exchange change in book/adjusted carrying value
Deduct current year's other-than-temporary impairment recognized
Deduct current year's depreciation...............ocreeeeeeereeneeneineeneeneisesesesseseeseneees
Book/adjusted carrying value at end of current period (Lines 1+2+3+4-5+6-7-8).
Deduct total nonadmitted amounts.............ccceeeveevrieieriiniennes
Statement value at end of current period (Line 9 minus Line 10

SCHEDULE B - VERIFICATION

Mortgage Loans

1

Year to Date

2
Prior Year Ended
December 31

© © N ook w

- s s A
ar w2 o

Book value/recorded investment excluding accrued interest, December 31 Of prior Year...........ocveueeeereeneeneerseeneenseeeneenees
Cost of acquired:

2.1 Actual cost at time of acquisition
2.2 Additional investment made after acquisition
Capitalized deferred interest and Other...........cocvererirenrnnsineseseecseeneenn
ACCIUal Of dISCOUNL. ..o Y
Unrealized valuation increase (deCrease)............wwrerurereeneereersesnesneeneereenneed
Total gain (loss) on disposals
Deduct amounts received on disposals.
Deduct amortization of premium and mortgage interest points and commitment fees
Total foreign exchange change in book value/recorded investment excluding accrued interest
Deduct current year's other-than-temporary impairment recognized

. Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10).........

Total VAlUGLON GIIOWANCE...........cviveieiciisiciti ettt bbb bbbt s b s

. SUDLOLAl (LINE 11 PIUS LINE 12)...euveieeieireiiesieiris sttt sttt sttt en s essensanssesnns
. Deduct total NONAAMItIEd GMOUNTS...........cuuriiiiieiii bbb
. Statement value at end of current period (Ling 13 MINUS LiNE 14).......oriiurieisnesseisi s ssissssns e snsssssessesssssssssssssssessnes

SCHEDULE BA - VERIFICATION

Other Long-Term Invested Assets

1

Year to Date

2
Prior Year Ended
December 31

Book/adjusted carrying value, DECEMDEr 31 Of PHIOr YEAI..........cccveuieeireieise ettt snees
Cost of acquired:

2.1 Actual cost at time Of ACQUISIEION.............cueviuireiiiccce sttt bbb aeaes
2.2 Additional investment made after acquisition
Capitalized deferred interest and other.............
Accrual of discount...........cccoceverernee.
Unrealized valuation increase (decrease).
Total gain (loss) on disposals............
Deduct amounts received on disposals.............
Deduct amortization of premium and depreciation
Total foreign exchange change in book/adjusted carrying value...
Deduct current year's other-than-temporary impairment recognized

. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+6-7-8+9-10)........cccoevrivrerrrieirerreseriesseneessiennes
. Deduct total Nonadmitied @MOUNLS............cccriiieiriieiecee st s s s e
. Statement value at end of current period (Line 11 MiNUS LINE 12)......cvueuiiieiieiisieieisississssssesssesseesssessesssssssesassssssesssssssasses

SCHEDULE D - VERIFICATION

Bonds and Stocks

1

Year to Date

2
Prior Year Ended
December 31

© N ok w2

. Total investment income recognized as a result of prepayment penalties and/or acceleration fees
. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-8-7+8-9+10)........ccceevverierrererierieere e
. Deduct total nonadmitted @MOUNLS...........ccvuiviiiieicieiree ettt bbb
. Statement value at end of current period (Line 11 mMINUS LINE 12)........ccciiiueiiieiiiiieieiiieisiesie s sresssssesessssesssens

Book/adjusted carrying value of bonds and stocks, December 31 of Prior YEar..........ccccevevevreecieviecieesee e
Cost of bonds and SLOCKS ACQUIFET..........c.cvueveiuiiriieiciie ettt bbbt aes
ACCTUAL OF GISCOUNL........cocvicviteictctece ettt ettt bbbttt s bbb n s seneaes
Unrealized valuation iNCrEaSE (ABCTBASE)..........euiuiveieereiiiseiseisiiesie ettt bbbt bbb bbb se st sse e
Total gain (I0SS) ON GISPOSAIS..........rvererrererrereireeiesisseeee e es sttt s st s et n st en st
Deduct consideration for bonds and Stocks diSPOSEA OF ...........ciueiieiiirieicice e
Deduct amortization Of PrEMIUM...........c.eiririrrirree ettt s bbbt en
Total foreign exchange change in book/adjusted Carrying ValUe..............ccccucuiveieiiveicieieeec e
Deduct current year's other-than-temporary impairment recognized

........................................ 157,759
..................................... 5,670,318

................................... 61,383,016
................................... 10,015,964
........................................ 282,935

........................................ 245,400
..................................... 6,050,821
........................................ 408,316




Statement as of September 30, 2020ofthe N@SSauU Life Insurance Company of Kansas

SCHEDULE D - PART 1B

Showing the Acquisitions, Dispositions and Non-Trading Activity
During the Current Quarter for all Bonds and Preferred Stock by NAIC Designation

1 2 3 4 5 6 7 8
Book/Adjusted Carrying Acquisitions Dispositions Non-Trading Activity Book/Adjusted Carrying Book/Adjusted Carrying Book/Adjusted Carrying Book/Adjusted Carrying
Value Beginning During During During Value End of Value End of Value End of Value December 31
NAIC Designation of Current Quarter Current Quarter Current Quarter Current Quarter First Quarter Second Quarter Third Quarter Prior Year

BONDS

NAIC 1 ()-euvuerereeeereeseeseeeeee e sa sttt nsessnins | eesestessnsssessessansnenns 21,516,717 | oo 6,557 [ oo 44,679 | oo (23,994) | .o 24,735,323 | ..o 21,516,717 | oo 21,454,602 | ...coveieeiines 26,167,715
2. NAIC 2 (@)t | enteti e 35,559,015 | .o 127,908 | ..o 1,048,235 | e (T24,928) | 33,561,531 | 35,559,015 33,913,760 | ..o 34,539,242
3. NAIC 3 (@) ettt | eesentes et BABBTT | oo | seisiseessess e B17 | s 182 | oo 76,005 | ..o L XY 4 R 543,242 | oo

NAIC 4 ()- 1.ttt | enteebneieni st nenes 2,126,475 | oo | e | ettt es 716,908 | oo 2,365,217 | oo 2,126,475 | oo 2,843,383 | oo 2,401,221

INAIC 5 ()-11vuerveeeseesersees ettt ses bbb | £hseeses b et e st ees bt st eeb e nbes | 4ebineeRbee b e bR s e s e b bt s b s b et be | ehne R R e e bt e e R b bR bR b ee b bs | £4eEe e R s R R h bR bbb Rt b s | SEsRbeeb bR R bRt b bt | SebseRe bbbt b e | bbb 0 [

INAIC B ()-+-v1erveeersiserseesniee bbb bbb bbbt enbe | £E1eEeRE e b st E R s s bt m bbb neh e | 444eEneEtee b s b neE et en b eb s nen e s ent et | oLEeEeEf oL s e b E R E e b bRt eefen b b | HfeEEeeEaeE e e bR en b | chsent e 0 it | e 0 [

20ISO

NAIC T | Shbe bbb bbbt | Heb bbb bbb | Sebs e | Sesb bbb | Heeb e | bbb | Heeb e 0 [

NAIC 2.ttt | et 2,360,000 | ...oociiiii s | | s | e 2,360,000 | ...ooovvveriiiniiiin 2,360,000 | ...ocvviniiininiians 2,360,000 | ..cooviririniniiiniens 2,360,000
10, NAIC 3e. bbbttt nas | esb bbb bbbk | eees eS| ese bbb | 4 be bbb | HEieE bbb | Shie R e | feb bbb s 0 [
1.
12, NAIC Bttt | Shsee e e bbbt b bRt se e Ries | Sebine R E bR e b Rt sb et Res | eehere R R b bR iR Rt b nene | Hheb e Rt E et st en b s | Shsenbeee bRt bbbt h et | See R e bbb | et R e 0 [
130 INAIC Btttk | ShseEienE e e e bbb Rt st et ne s | SeEene Rt enb e R e s Rt st enb et ner e | eeEeeE Rt enE e E R en bR e Rt s bt nene | £fenE e R Rt bR en b n e nb et ens | chsentenb e R et n bRt | See R en bRttt | e Rt 0 [
14, Total Preferred StOCK...........covwiiriereiiniireiieinsereesesneieessnissinesenes | crisrissssenssssesssseenes 2,360,000 | ..o 0 [ 0 [ 0 [ e 2,360,000 | .o 2,360,000 | ..o 2,360,000 [ ..o 2,360,000
15.  Total Bonds and Preferred StocK.........ccuiviiniiiniiniiniisiisiisiisicsiisiisins | oo 62,105,883 | ....cooooviiniiniiniinis 134,466 | ..coooovvvvcnciici, 1,093,531 | .o (31,831) | cvovererirereieiininns 63,098,075 | ..o 62,105,883 | ..o 61,114,987 | ..o 65,468,178

Book/Adjusted Carrying Value column for the end of the current reporting period includes the following amount of short-term and cash equivalent bonds by NAIC designation:
NAIC1S.......... 0; NAIC2S...... 0; NAIC3S..... 0; NAIC4S...... 0; NAIC5S...... 0; NAIC6S........ 0.




Statement as of September 30, 2020 of the

SCHEDULE DA - PART 1

Short-Term Investments

Nassau Life Insurance Company of Kansas

1 2 3
Book/Adjusted Actual

Carrying Value Par Value Cost

4
Interest Collected
Year To Date

5
Paid for Accrued Interest
Year To Date

9199999.......coniiriircc

SCHEDULE DA - VERIFICATION

Short-Term Investments

Year To Date

2
Prior Year Ended
December 31

Book/adjusted carrying value, December 31 Of PHiOr YEAI...........cviveieiiiriieieieteie et nee
Cost of short-term iNVEStMENES ACUINEA...........ccovevevieeieciercceee ettt se sttt bnee
ACCIUAD OF GISCOUNL.......ooveevee it
Unrealized valuation iNCrEaSE (ABCTBASE)..........cvevevreeieiresieeieisisese s st tes s es s sssssse st ss et s s sassaessannee
Total gain (I0SS) ON QISPOSAIS.........ccuuruurerieieeireireeeeireisee ettt se et s bbb ent s
Deduct consideration received 0N dISPOSAIS............c.cvuiueiiiririierei ettt
Deduct amortization Of PrEMIUM............c.ciiieiciieie ettt sttt
Total foreign exchange change in book/adjusted Carrying ValUE.............cocccevieecveiieeece e
Deduct current year's other-than-temporary impairment reCOgNIZEM............ccueieriereirirnieneireeiieese e iees
Book/adjusted carrying value at end of current period (Lines 142+3+4+5-6-7+8-9)........cccocvrrvrirnrnnrnieiesssesesieenns
Deduct total nNonadmitled @MOUNES...............cuciiiiiiie s

Statement value at end of current period (Line 10 MINUS LINE 11)....veriiiiiieiirisiesisessissessssessesssssssssessesssssnsesssssnsessesanes

QsI03




statement as of September 30, 2020ofthe. N@SSau Life Insurance Company of Kansas

Sch. DB - Pt. A - Verification
NONE

Sch. DB - Pt. B - Verification
NONE

Sch.DB -Pt.C -Sn. 1
NONE

Sch.DB -Pt.C -Sn. 2
NONE

Sch. DB - Verification
NONE

QSI04, QSI05, QSI06, QSI07



statement as of September 30, 2020ofthe. N@SSau Life Insurance Company of Kansas

SCHEDULE E - PART 2 - VERIFICATION

Cash Equivalents

1

Year To Date

2
Prior Year Ended
December 31

. Book/adjusted carrying value, December 31 Of PHOT YEAI..........covererirrrenrerrieiesissiseississese e ssesseens

. Cost of cash eqUIVAIENTS ACQUIME............cceverieeeieeieicreee ettt et b st senaaes

o ACCTUAL OF QISCOUNL.....vuvvvere ettt sttt

. Unrealized valuation iNCrease (ABCTBASE)............cvueuevericerireseieeiess sttt sae st s

. Total gain (I0SS) ON AISPOSAIS........c.cvvervrerieeieiceess ettt st tes st es st s st en s s sassnsenes

. Deduct consideration received on diSPOSALS..............cceiueveiicieiiiriierie e

. Deduct amortization Of PrEMIUM..........cciiieiieiscee ettt bbb a b s e

. Total foreign exchange change in book/ adjusted carrying ValUe.............cccccvevviereiiecreniceeseee e

. Deduct current year's other-than-temporary impairment reCOgNIZEd...........cccovrvevriveeriicereeeeeeeeeeree e

. Book/adjusted carrying value at end of current period (Lines 142+3+4+5-6-7+8-9)........ccccccveverrerrirensrieriesinnnns

. Deduct total nonadmitted @MOUNES............ccccieiiiiiieiecc et nnn

. Statement value at end of current period (Ling 10 MiNUS LINE 11).....ccoviviiveiierieiiisici st nseaans

.............................................. 5,365,851

QsSI08




statement as of September 30, 2020ofthe. N@SSau Life Insurance Company of Kansas

Sch. APt. 2
NONE

Sch. APt. 3
NONE

Sch. B - Pt. 2
NONE

Sch.B -Pt. 3
NONE

QEO01, QEO02
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Statement as of September 30, 2020ofthe N@SSauU Life Insurance Company of Kansas

SCHEDULE BA - PART 2
Showing Other Long-Term Invested Assets ACQUIRED AND ADDITIONS MADE During the Current Quarter

1 Location 5 6 7 8 9 10 1 12 13
3 4
NAIC
Desig-
nation and
Admini-
strative
Symbol/ Date
Market Originally | Type and | Actual Cost at Time of | Additional Investment Amount of Commitment for Percentage of
CUSIP Identification Name or Description City State Name of Vendor or General Partner Indicator Acquired Strategy Acquisition Made after Acquisition Encumbrances Additional Investment | Ownership
Joint Venture or Partnership Interests That Have Underlying Characteristics of Common Stocks - Unaffiliated
000000 00 0] CVC Credit Partners US DL 11 LP 2139..........uiuuiiiiiiisssniesssiessessssssssssssnsssnsssensssss | oonsssssssssssss s s | DE.... | CVC Credit Partners US DL I LP 2139.........ccuuiiiiiiriinniiisssiesssssissssnessssesssnnsssnnssns | sonvessnsesnnns 10/29/2018.... | covvveiviiiiinns | 571 | | v 2,929 | i
1999999. Total - Joint Venture or Partnership Interests That Have Underlying Characteristics of Common Stocks - Unaffiliated..........coooiiiisioiiiiiinis v 0 571 (| X i I I XXX
4899999. Subtotal - Unaffiliated 0 571 (0 .. v.i< I I XXX
5099999. Totals 0 571 (0 Y. v ) XXX.......
Showing Other Long-Term Invested Assets DISPOSED, Transferred or Repaid During the Current Quarter
1 2 Location 5 6 7 8 Changes in Book/Adjusted Carrying Value 15 16 17 18 19 20
3 4 9 10 1 12 13 14
Book/Adjusted Current Year's | Current Year's Book/Adjusted
Carrying Value | Unrealized | (Depreciation) | Other-Than- | Capitalized Total Foreign | Carrying Value Foreign
Date Less Valuation or Temporary Deferred Total Change | Exchange Less Exchange | Realized Gain| Total Gain
Originally | Disposal | Encumbrances, Increase (Amortization) | Impairment | Interestand | inB./A.C.V. Change in | Encumbrances Gain (Loss)on|  (Loss) on (Loss) on Investment
CUSIP Identification Name or Description City State| Name of Purchaser or Nature of Disposal | Acquired Date Prior Year (Decrease) | /Accretion | Recognized Other (9+10-11+12) | B.JA.C.V. on Disposal | Consideration |  Disposal Disposal Disposal Income

NON
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Statement as of September 30, 2020ofthe N@SSauU Life Insurance Company of Kansas

Showing all Long-Term Bonds and Stocks ACQUIRED During Current Quarter

SCHEDULE D - PART 3

1 2 3 5 6 7 8 9 10
NAIC Designation and
CUSIP Identification Description Foreign Date Acquired Name of Vendor Number of Shares of Stock Actual Cost Par Value Paid for Accrued Interest and Dividends | Administrative Symbol

Bonds - Industrial and Mi:

23248Q AA 4 |CVC US DIRECT LENDING FUND II (RN) LP 6

07/24/2020........ Direct

........................................................... 17,125 2PLeeriens
23248Q AB 2 |CVC USDIRECT LENDING FUND Il (RN) LP 6 07/24/2020........ DIMBCL. ..o 1,332 2PLeieiens
70450Y  AJ 2 | PAYPAL HOLDINGS INC 09/29/2020........ BARCLAYS CAPITAL INC 50,000 600 |2FE

824348  BM 7 | SHERWIN-WILLIAMS CO 09/29/2020........ BARCLAYS CAPITAL INC 50,000 889 |2FE

87289B AA 2 | TCPDL818-A1-CDO. 09/28/2020.. DIRECT.. 6,557 1FE

3899999. Total - Bonds - Industrial and MISCEIIANEOUS.................cveeveerriieiieiieiiieieieeie sttt eiseiesiesebesiee eeessesssessessessssessesesessessesssssesessessesansessesssssnsas 125,014 1,490 XXX
8399997. Total - Bonds - Part 3 125,014 1,490 XXX
8399999, Total - BONMS.......couuiiiiiiiiiiii i .125,014 1,490 XXX
9999999. Total - Bonds, Preferred and COMMON SEOCKS. ...ttt serienis | otesessessatesesssesssesese s eeseeesesseeseeeseesee s eeseesseEseeseEE s R eeseEE e s e e s L e eeEee R e e s e e R oL eLEseE e e b eL e e e b ee e e ee et b ee e enbeeee | editbseesess e b e ee b eee e en e enienrnes | eebenssensessens et en s ensenrees 134,466 XXX 1,490 XXX
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Statement as of September 30, 2020ofthe N@SSauU Life Insurance Company of Kansas

SCHEDULE D - PART 4
Showing all Long-Term Bonds and Stocks SOLD, REDEEMED or Otherwise DISPOSED OF During Current Quarter

1 2 3 4 5 6 7 8 9 10 Change in Book/Adjusted Carrying Value 16 17 18 19 20 21 22
1 12 13 14 15
F Current Bond
4 Year's Interest / NAIC
r Unrealized Current | Other-Than- Total Foreign Foreign Stock Stated | Designation
ei Prior Year Valuation Year's Temporary | Total Change | Exchange Book/Adjusted | Exchange | Realized Total Gain | Dividends | Contractual | and Admini-
g| Disposal Number of Book/Adjusted Increase | (Amortization)| Impairment | inB./A.C.V. | Changein | Carrying Value at | Gain (Loss) | Gain (Loss) | (Loss)on Received Maturity strative
CUSIP Identification Description n Date Name of Purchaser Shares of Stock | Consideration Par Value Actual Cost Carrying Value | (Decrease) | /Accretion | Recognized| (11+12-13) B/ACV. Disposal Date | on Disposal | on Disposal |  Disposal | During Year Date Symbol
Bonds - U.S. Special Revenue and Special A it
313398 M8 9 |FHR 2332GZL - CMO/RMBS.................... .. [ 09/01/2020. | PAYAOWN......ccourvrrrreriririreererieins [ everienerseeseeinsinnes | eoererneens 13,766 | c.oovvvene 13,766 | ........... 14,522 | oo 14,132 (366) (366) 0 623 | 07/15/2031. [ 1...oovvvrnrenne
31394 YA 9 |FHR 2697 LG - CMO/RMBS.........ccooceennueee .. | 09/01/2020. | Paydown 127 127 0 200 | 10/15/2023. | 1....ccovvveenncs
3199999. Total - Bonds - U.S. Special Revenue and Special A ts. 0 (238) 0 (238)] .. .0 0 823 XXX XXX
Bonds - Industrial and Miscellaneous
123262 AN 7 |BJETS 2018-1 A- ABS......cccoovvrmerirnrerinnns .. | 09/15/2020. | Paydown 1 02/15/2033.
26923* AA 7 |National Oceanic & Atmospheric Admin..... .. | 09/15/2020. | Paydown (0) 11/15/2030.
GREYSTONE SELECT TL B 1L FLT 04-
39806 AA 2 |2024 o+ [ 07/31/2020. | DIFECE.......ooeoiecrerrirenineirseiseiies | e | oeversessnsen 617 | oo B17 | o 611 617 1 04/17/2024.| 3PL............
YUBA COUNTY CA (HAMPAC LLC) 4.25
40867# AD 6 |08-2042 .. | 09/10/2020. | Paydown 2973 | .. 2,973 (0) 08/10/2042.
55281Q AE 6 |MCFCL VIIICOM-CDO.......cccccoovvrcrurnnenae C| 07/20/2020. | PAYAOWN..........vorrerrerriierinreineeie | vevereessnssnerinenienes | oveseenens 36,567 | .......... 156,418 (537) 07/18/2030.
61034L AE 5 |MCMML VI COM - CDO.. 07/15/2020. | PAYAOWN......ccourvrrereirerireirneriieees | ererieessseessssiseines | seeeesneens 11,668 | cooovvrne 11,668 474 04/15/2030.
617446 7P 8 | MORGAN STANLEY. . | 07/24/2020. | Maturity @ 100.00 o [ e | s 1,000,000 | ....... 1,000,000 | ....... 1,004,450 (345) 07/24/2020.
63170N AG 6 |NCC 2018-IRA-CDO.... . 107/15/2020. | PAYAOWN.......oonrvvrrieircrierineinens | coneriinsisennenineinns | vevesersssnsnensnenns | cevennnnnens 10,375 | s 10,129 185 07/15/2031.
63170N  AH 4 |NCC 2018-I RB - CDO. . | 07/15/2020. | Paydown .10,815 209 07/15/2031.
3899999, Total - Bonds - Industrial and MiSCElANEOUS..................ccccoveeers oo eveseeeneneevereeenenenens | e 1,003,073 | 1,214,447 | ... 1,218,042 0 (12) 0 XXX
8399997. T0tal = BONAS = P 4.t bbb | eerenes 1,093,531 | ....... 1,234,905 | ....... 1,238,612 0 (251) 0 XXX
8399999. Total - Bonds [ES TR RRTOY [P 1,093,531 | ....... 1,234,905 | ....... 1,238,612 | ... 0 (251) 0 XXX
9999999. Total - Bonds, Preferred and COMMON STOCKS............ocivriiiiiis  correeiveisisisieresiseeessessssesessssssssesssessssssssessessssssessessssssens | soneees 1,093,531 XXX | 1,238,612 | ........... 1,093,781 0 (251) 0 XXX




statement as of September 30, 2020ofthe. N@SSau Life Insurance Company of Kansas

Sch.DB-Pt. A-Sn. 1
NONE

Sch. DB - Pt. B - Sn. 1
NONE

Sch.DB -Pt.D - Sn. 1
NONE

Sch.DB -Pt.D -Sn. 2
NONE

Sch.DB -Pt. E
NONE

Sch. DL - Pt. 1
NONE

Sch. DL - Pt. 2
NONE

QE06, QE07, QE08, QE09, QE10, QE11, QE12



statement as of September 30, 2020ofthe. N@SSau Life Insurance Company of Kansas

SCHEDULE E - PART 1 - CASH

Month End Depository Balances
2 3 4

1 5 Book Balance at End of Each 9
Month During Current Quarter
6 7 8
AMOUN OT INterest
Amount of Interest Accrued at
Rate of | Received During | Current Statement
Depository Code Interest Current Quarter Date First Month Second Month Third Month *
Open Depositories
JPMorgan Chase Bank N.A..........ccccoueeneennnnnne NEW YOrK, NY c.oooiirciiriieeississnesiesineens | eoneesensssisnens | veesssssnessens | cesssnessenes 2,346,483 2,371,604 2,030,786 | XXX
Wells Fargo San FranCisCo, CA........ccoveuriuiieveieiersieisienns | ceveviessesssnes | eveeseesssssniens | sevesiesenenns 470,956 177,431 325,485 | XXX
First National Bank of Omaha............c.c.eeeeunenn. Omaha, NE .....c.ocvoerineinciins (259,146) (294,311) (301,724) | XXX
US Bank Cincinnati, OH 954 26,329 10,390 | XXX
0199998. Deposits in............... 0 depositories that do not exceed the allowable limit
in any one depository (see Instructions) - Open DepOSItories............cvuwiiiereiiiiinieniiinns XXX XXX s 1,169 XXX
0199999. Total Open Depositories XXX XXX 0 0 2,560,415 2,281,053 2,064,937 | XXX
0399999. Total Cash on Deposit s XXX XXX 0 | 0 2,560,415 2,281,053 2,064,937 | XXX
0599999. Total Cash XXX XXX 0 0 2,560,415 2,281,053 2,064,937 | XXX

QE13
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Statement as of September 30, 2020ofthe N@SSauU Life Insurance Company of Kansas

SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned End of Current Quarter

1 5 6 7 8 9
Amount of Interest Due &
CUSIP Rate of Interest | Maturity Date |Book/Adjusted Carrying Value Accrued Amount Received During Year|

Exempt Money Market Mutual Funds as Identified by the SVO

31846V 41 9 [FIRSTAMER:TRS OBG V... 0.010 |.... ) 5,365,851 26 14,986

31846V 41 9 |FIRSTAMER:TRS OBG V.... 0.010 | ovvesvessvenssn | s (O O] (OO
8599999. Total - Exempt Money Market Mutual Funds as Identified by the SVO..............iii s Sobs eSS ) 5 365 851 2% 14,986
8899990. Total- Cash Equivalents R s | 5,365,851 26 14,986




